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K EBUR B L OBUR#EIE (0.0%)
K E EfE (0.0%)
KEMBA PHIRES &R 3.250% 8/31/24 9,890 9,848
KEMBAE THIRER RIEES 3.125% 8/31/27 15,680 15,541
Kk EBUR B L CBURFEE BB AR (U5 R A 25,386 KR L) 25,389
A& (98.9%)
1815 (4.9%)
Activision Blizzard Inc. 3.400% 9/15/26 25913 25,282
Activision Blizzard Inc. 3.400% 6/15/27 8,515 8,207
Alphabet Inc. 3.375% 2/25/24 21,883 21,827
Alphabet Inc. 0.450% 8/15/25 9,342 8,535
Alphabet Inc. 1.998% 8/15/26 52,458 49,449
Alphabet Inc. 0.800% 8/15/27 25,209 22,028
AT&T Inc. 0.900% 3/25/24 48,281 46,196
AT&T Inc. 1.700% 3/25/26 70,380 64,434
AT&T Inc. 2.950% 7/15/26 5,150 4,893
AT&T Inc. 3.800% 2/15/27 22,108 21,554
AT&T Inc. 4.250% 3/1/27 36,769 36,444
AT&T Inc. 2.300% 6/1/27 63,657 57,902
Baidu Inc. 3.875% 9/29/23 14,959 14911
Baidu Inc. 4.375% 5/14/24 21,763 21,774
Baidu Inc. 3.075% 4/7/25 23,395 22,494
Baidu Inc. 4.125% 6/30/25 7,325 7,225
Baidu Inc. 1.720% 4/9/26 9,628 8,733
Baidu Inc. 1.625% 2/23/27 5,000 4,385
Baidu Inc. 3.625% 7/6/27 16,535 15,749
' Bell Telephone Co. of Canada or Bell Canada 0.750% 3/17/24 3,188 3,030
Booking Holdings Inc. 3.650% 3/15/25 7,215 7,165
Booking Holdings Inc. 3.600% 6/1/26 23,032 22,681
British Telecommunications plc 4.500% 12/4/23 3,976 3,980
' Charter Communications Operating LLC 4.500% 2/1/24 37,197 37,159
Charter Communications Operating LLC 4.908% 7/23/25 102,901 102,661
Comcast Corp. 3.700% 4/15/24 55,204 55,098
Comcast Corp. 3.375% 2/15/25 26,738 26,360
Comcast Corp. 3.375% 8/15/25 24,594 24,188
Comcast Corp. 3.950% 10/15/25 69,226 69,103
Comcast Corp. 3.150% 3/1/26 49,595 48,222
Comcast Corp. 2.350% 1/15/27 34,706 32,313
Comcast Corp. 3.300% 2/1/27 30,917 29,844
Comcast Corp. 3.300% 4/1/27 22,560 21,786
Discovery Communications LLC 3.800% 3/13/24 12,242 12,112
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Discovery Communications LLC 3.900% 11/15/24 14,919 14,603
Discovery Communications LLC 3.450% 3/15/25 5,155 4,988
Discovery Communications LLC 3.950% 6/15/25 12,455 12,151
Discovery Communications LLC 4.900% 3/11/26 20,068 20,040
Electronic Arts Inc. 4.800% 3/1/26 10,516 10,696
Expedia Group Inc. 5.000% 2/15/26 19,196 19,222
Expedia Group Inc. 4.625% 8/1/27 15,000 14,630
FactSet Research Systems Inc. 2.900% 3/1/27 9,680 9,064
Fox Corp. 4.030% 1/25/24 35,001 34,871
Fox Corp. 3.050% 4/7/25 11,333 10,957
Grupo Televisa SAB 4.625% 1/30/26 7,675 7,666
Interpublic Group of Cos. Inc. 4.200% 4/15/24 942 937

2 Magallanes Inc. 3.428% 3/15/24 36,198 35,387
2 Magallanes Inc. 3.528% 3/15/24 13,182 12,861
2 Magallanes Inc. 3.638% 3/15/25 42,899 41,434
2 Magallanes Inc. 3.788% 3/15/25 9,950 9,589
2 Magallanes Inc. 3.755% 3/15/27 94,763 88,514
2 Meta Platforms Inc. 3.500% 8/15/27 25,000 24,218
Omnicom Group Inc. 3.650% 11/1/24 23,804 23,554
Omnicom Group Inc. 3.600% 4/15/26 34,576 33,798
Paramount Global 4.750% 5/15/25 11,704 11,783
Paramount Global 4.000% 1/15/26 19,135 18,822
Paramount Global 2.900% 1/15/27 20,830 19,332
Rogers Communications Inc. 4.100% 10/1/23 17,385 17,393

2 Rogers Communications Inc. 2.950% 3/15/25 11,561 11,195
Rogers Communications Inc. 3.625% 12/15/25 18,716 18,103
Rogers Communications Inc. 2.900% 11/15/26 7,871 7,394

2 Rogers Communications Inc. 3.200% 3/15/27 20,330 19,346
Sprint Corp. 7.875% 9/15/23 8,000 8,244
Sprint Corp. 7.125% 6/15/24 2,000 2,069
Take-Two Interactive Software Inc. 3.300% 3/28/24 13,040 12,852
Take-Two Interactive Software Inc. 3.550% 4/14/25 12,780 12,522
Take-Two Interactive Software Inc. 3.700% 4/14/27 8,979 8,645
TCI Communications Inc. 7.875% 2/15/26 14,534 16,229
Telefonica Emisiones SA 4.103% 3/8/27 37,330 36,215
TELUS Corp. 2.800% 2/16/27 13,815 12,979
Tencent Music Entertainment Group 1.375% 9/3/25 6,542 5,896
Thomson Reuters Corp. 4.300% 11/23/23 11,610 11,650
Thomson Reuters Corp. 3.350% 5/15/26 13,260 12,843
T-Mobile USA Inc. 3.500% 4/15/25 76,293 74,542
T-Mobile USA Inc. 1.500% 2/15/26 23,416 21,109
T-Mobile USA Inc. 2.250% 2/15/26 4,465 4,101
T-Mobile USA Inc. 2.625% 4/15/26 36,364 33,727
T-Mobile USA Inc. 3.750% 4/15/27 90,805 87,102
T-Mobile USA Inc. 5.375% 4/15/27 9,225 9,257

' TWDC Enterprises 18 Corp. 3.150% 9/17/25 18,626 18,214
TWDC Enterprises 18 Corp. 3.000% 2/13/26 22,518 21,780

' TWDC Enterprises 18 Corp. 1.850% 7/30/26 19,949 18,372
' TWDC Enterprises 18 Corp. 2.950% 6/15/27 20,414 19,596
Verizon Communications Inc. 0.750% 3/22/24 6,360 6,070
Verizon Communications Inc. 3.376% 2/15/25 33,417 32,979
Verizon Communications Inc. 0.850% 11/20/25 44,996 40,576
Verizon Communications Inc. 1.450% 3/20/26 61,029 55,664
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Verizon Communications Inc. 2.625% 8/15/26 53,368 50,321
Verizon Communications Inc. 4.125% 3/16/27 73,667 73,213
Verizon Communications Inc. 3.000% ?ﬁégz gé,ggg gé,ggg

Vodafone Group plc 3.750% R R
Vodafone Groug glc 4.125% 5/30/25 35,340 35,214
Walt Disney Co. 1.750% 8/30/24 28,999 27,854
Walt Disney Co. 3.700% 9/15/24 9,671 9,632
Walt Disney Co. 3.350% 3/24/25 35916 35,414
Walt Disney Co. 3.700% 10/15/25 14,822 14,708
Walt Disney Co. 1.750% 1/13/26 37,298 34,739
Walt Disney Co. 3.375% 11/15/26 11,823 11,533
Walt Disney Co. 3.700% 3/23/27 18,251 18,017
Weibo Corp. 3.500% 7/5/24 14,030 13,557
WPP Finance 2010 3.750% 9/19/24 18,105 - 4;;,322

9 9
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Alibaba Group Holding Ltd. 3.600% 11/28/24 48,391 47,678
Amazon.com Inc. 2.730% 4/13/24 12,035 11,891
Amazon.com Inc. 0.450% 5/12/24 60,801 57,687
Amazon.com Inc. 2.800% 8/22/24 45,875 45,302
Amazon.com Inc. 3.800% 12/5/24 24,995 25,119
Amazon.com Inc. 3.000% 4/13/25 14,633 14,405
Amazon.com Inc. 0.800% 6/3/25 36,611 33,863
Amazon.com Inc. 5.200% 12/3/25 13,301 13,834
Amazon.com Inc. 1.000% 5/12/26 49,546 44,879
Amazon.com Inc. 3.300% 4/13/27 61,138 59,726
Amazon.com Inc. 1.200% 6/3/27 17,430 15,509
Amazon.com Inc. 3.150% 8/22/27 73,000 70,539
' American Honda Finance Corp. 3.625% 10/10/23 18,593 18,562
' American Honda Finance Corp. 3.550% 1/12/24 19,353 19,289
! American Honda Finance Corp. 2.900% 2/16/24 17,773 17,542
' American Honda Finance Corp. 2.400% 6/27/24 18,915 18,450
' American Honda Finance Corp. 0.550% 7/12/24 26,096 24,577
' American Honda Finance Corp. 2.150% 9/10/24 26,733 25,853
' American Honda Finance Corp. 1.200% 7/8/25 12,321 11,415
' American Honda Finance Corp. 1.000% 9/10/25 7,432 6,794
! American Honda Finance Corp. 2.300% 9/9/26 15,580 14,538
! American Honda Finance Corp. 2.350% 2/11/222 28,2;(7) 2491,;(7)‘6‘

Aptiv plc 2.396% , ,
AEtoNition Inc. 3.500% 11/15/24 8,361 8,159
AutoNation Inc. 4.500% 10/1/25 12,897 12,835
AutoZone Inc. 3.125% 4/18/24 9,882 9,723
AutoZone Inc. 3.250% 4/15/25 3,217 3,127
AutoZone Inc. 3.625% 4/15/25 13,765 13,542
AutoZone Inc. 3.125% 4/21/26 12,527 12,021
AutoZone Inc. 3.750% 6/1/27 13,792 13,434
Block Financial LLC 5.250% 10/1/25 8,291 8,379
BorgWarner Inc. 3.375% 3/15/25 13,535 13,278
BorgWarner Inc. 2.650% 7/1/27 23,321 21,228
Brunswick Corp. 0.850% 8/18/24 8,825 8,196
Darden Restaurants Inc. 3.850% 5/1/27 10,628 10,260
DR Horton Inc. 5.750% 8/15/23 8,614 8,711
DR Horton Inc. 2.500% 10/15/24 17,005 16,332
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DR Horton Inc. 2.600% 10/15/25 17,509 16,454
eBay Inc. 3.450% 8/1/24 11,029 10,903
eBay Inc. 1.900% 3/11/25 23,301 21,995
eBay Inc. 1.400% 5/10/26 18,345 16,568
eBay Inc. 3.600% 6/5/27 19,105 18,459
Fortune Brands Home & Security Inc. 4.000% 9/21/23 16,405 16,367
Fortune Brands Home & Security Inc. 4.000% 6/15/25 8,648 8,505
General Motors Co. 4.875% 10/2/23 40,434 40,630
General Motors Co. 5.400% 10/2/23 19,827 20,027
General Motors Co. 4.000% 4/1/25 13,639 13,424
General Motors Co. 6.125% 10/1/25 51,724 53,268
General Motors Financial Co. Inc. 5.100% 1/17/24 37,713 38,048
General Motors Financial Co. Inc. 1.050% 3/8/24 17,989 17,085
General Motors Financial Co. Inc. 3.950% 4/13/24 21,428 21,268
General Motors Financial Co. Inc. 1.200% 10/15/24 25,960 24,268
General Motors Financial Co. Inc. 3.500% 11/7/24 23,376 22,903
General Motors Financial Co. Inc. 4.000% 1/15/25 27,188 26,821
General Motors Financial Co. Inc. 2.900% 2/26/25 38,897 37,222
General Motors Financial Co. Inc. 3.800% 4/7/25 7,298 7,116
General Motors Financial Co. Inc. 4.350% 4/9/25 38,371 37913
General Motors Financial Co. Inc. 2.750% 6/20/25 27,848 26,343
General Motors Financial Co. Inc. 4.300% 7/13/25 12,382 12,196
General Motors Financial Co. Inc. 1.250% 1/8/26 13,951 12,314
General Motors Financial Co. Inc. 5.250% 3/1/26 28,902 29,057
General Motors Financial Co. Inc. 1.500% 6/10/26 12,648 11,112
General Motors Financial Co. Inc. 4.000% 10/6/26 18,216 17,525
General Motors Financial Co. Inc. 4.350% 1/17/27 39,730 38,352
General Motors Financial Co. Inc. 2.350% 2/26/27 21,998 19,532
General Motors Financial Co. Inc. 5.000% 4/9/27 44,344 43,719
General Motors Financial Co. Inc. 2.700% 8/20/27 15,000 13,334
Genuine Parts Co. 1.750% 2/1/25 3,335 3,137
Harley-Davidson Inc. 3.500% 7/28/25 11,679 11,257
Hasbro Inc. 3.000% 11/19/24 15,217 14,813
Hasbro Inc. 3.550% 11/19/26 19,416 18,490
Home Depot Inc. 3.750% 2/15/24 24,984 25,027
Home Depot Inc. 2.700% 4/15/25 5,050 4,931
Home Depot Inc. 3.350% 9/15/25 27,994 27,711
Home Depot Inc. 3.000% 4/1/26 32,106 31,220
Home Depot Inc. 2.125% 9/15/26 15,237 14,281
Home Depot Inc. 2.500% 4/15/27 39,083 36,892
Home Depot Inc. 2.875% 4/15/27 6,955 6,684
Home Depot Inc. 2.800% 9/14/27 6,000 5,700
Honda Motor Co. Ltd. 2.271% 3/10/25 23,085 22,147
Honda Motor Co. Ltd. 2.534% 3/10/27 33,880 31,649
Hyatt Hotels Corp. 1.300% 10/1/23 6,880 6,666
Hyatt Hotels Corp. 1.800% 10/1/24 3,950 3,749
Hyatt Hotels Corp. 5.625% 4/23/25 13,372 13,511
Hyatt Hotels Corp. 4.850% 3/15/26 15,606 15,707
JD.com Inc. 3.875% 4/29/26 10,724 10,466
Kohl's Corp. 4.250% 7/17/25 3,186 3,059
Leggett & Platt Inc. 3.800% 11/15/24 7,391 7,294
Leland Stanford Junior University 1.289% 6/1/27 7,554 6,706
Lennar Corp. 4.875% 12/15/23 14,952 15,028
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Lennar Corp. 4.500% 4/30/24 18,489 18,515
Lennar Corp. 5.875% 11/15/24 10,780 11,039
Lennar Corp. 4.750% 5/30/25 13,763 13,846
Lennar Corp. 5.250% 6/1/26 7,080 7,133
Lennar Corp. 5.000% 6/15/27 3,844 3,816
Lennar Corp. 4.750% 11/29/27 3,000 2,930
Lowe's Cos. Inc. 3.875% 9/15/23 6,658 6,661
Lowe's Cos. Inc. 3.125% 9/15/24 4,401 4,332
Lowe's Cos. Inc. 4.000% 4/15/25 21,688 21,682
Lowe's Cos. Inc. 3.375% 9/15/25 20,082 19,675
Lowe's Cos. Inc. 2.500% 4/15/26 32,174 30,617
Lowe's Cos. Inc. 3.350% 4/1/27 22,949 22,112
Lowe's Cos. Inc. 3.100% 5/3/27 28,187 26,809
Magna International Inc. 3.625% 6/15/24 12,692 12,591
Magna International Inc. 4.150% 10/1/25 16,316 16,249

I Marriott International Inc. 4.150% 12/1/23 7,442 7,446
Marriott International Inc. 3.600% 4/15/24 16,127 15,973
Marriott International Inc. 3.750% 3/15/25 8,583 8,448

I Marriott International Inc. 5.750% 5/1/25 5,519 5,688
Marriott International Inc. 3.750% 10/1/25 7,627 7,448

I Marriott International Inc. 3.125% 6/15/26 32,065 30,422
' McDonald's Corp. 3.250% 6/10/24 10,880 10,789
' McDonald's Corp. 3.375% 5/26/25 15,815 15,533
' McDonald's Corp. 3.300% 7/1/25 22,979 22,557
' McDonald's Corp. 1.450% 9/1/25 13,043 12,134
' McDonald's Corp. 3.700% 1/30/26 36,166 35,824
' McDonald's Corp. 3.500% 3/1/27 17,913 17,535
2 Mercedes-Benz Finance North America LLC 0.750% 3/1/24 6,000 5,704
NIKE Inc. 2.400% 3/27/25 16,208 15,693
NIKE Inc. 2.375% 11/1/26 21,263 20,158
NIKE Inc. 2.750% 3/27/27 30,997 29,639
O'Reilly Automotive Inc. 3.850% 6/15/23 5,904 5,888
O'Reilly Automotive Inc. 3.550% 3/15/26 12,154 11,840
Owens Corning 4.200% 12/1/24 7,421 7,410
Owens Corning 3.400% 8/15/26 10,966 10,446
PulteGroup Inc. 5.500% 3/1/26 14,420 14,600
PulteGroup Inc. 5.000% 1/15/27 5,580 5,594
PVH Corp. 4.625% 7/10/25 12,002 11,939
Ralph Lauren Corp. 3.750% 9/15/25 8,979 8,896
Ross Stores Inc. 4.600% 4/15/25 16,850 16,940
Ross Stores Inc. 0.875% 4/15/26 14,646 12,932
Snap-on Inc. 3.250% 3/1/27 1,841 1,797
Stanley Black & Decker Inc. 3.400% 3/1/26 18,570 18,130

' Stanley Black & Decker Inc. 4.000% 3/15/60 16,849 15,427
Starbucks Corp. 3.850% 10/1/23 9,583 9,580
Starbucks Corp. 3.800% 8/15/25 33,026 32,822
Starbucks Corp. 2.450% 6/15/26 10,105 9,579
Starbucks Corp. 2.000% 3/12/27 18,284 16,669
Tapestry Inc. 4.125% 7/15/27 914 874
TJX Cos. Inc. 2.250% 9/15/26 17,585 16,567
Toll Brothers Finance Corp. 4.875% 11/15/25 10,425 10,325
Toyota Motor Corp. 0.681% 3/25/24 39,143 37,345
Toyota Motor Corp. 2.358% 7/2/24 8,901 8,687
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Toyota Motor Corp. 1.339% 3/25/26 27,088 24,799
' Toyota Motor Credit Corp. 3.450% 9/20/23 12,024 11,994
' Toyota Motor Credit Corp. 2.250% 10/18/23 15,743 15,509
Toyota Motor Credit Corp. 3.350% 1/8/24 11,876 11,827
' Toyota Motor Credit Corp. 0.450% 1/11/24 26,047 24,939
Toyota Motor Credit Corp. 2.500% 3/22/24 12,900 12,669
' Toyota Motor Credit Corp. 2.900% 4/17/24 15,771 15,572
' Toyota Motor Credit Corp. 0.500% 6/18/24 13,666 12,912
Toyota Motor Credit Corp. 0.625% 9/13/24 18,232 17,125
' Toyota Motor Credit Corp. 2.000% 10/7/24 9,931 9,577
' Toyota Motor Credit Corp. 1.450% 1/13/25 12,985 12,274
' Toyota Motor Credit Corp. 1.800% 2/13/25 54,446 51,786
' Toyota Motor Credit Corp. 3.000% 4/1/25 31,915 31,197
' Toyota Motor Credit Corp. 3.400% 4/14/25 16,448 16,243
Toyota Motor Credit Corp. 3.950% 6/30/25 11,980 11,968
' Toyota Motor Credit Corp. 0.800% 10/16/25 12,656 11,512
' Toyota Motor Credit Corp. 0.800% 1/9/26 10,565 9,555
' Toyota Motor Credit Corp. 1.125% 6/18/26 25,674 23,213
' Toyota Motor Credit Corp. 3.200% 1/11/27 35,960 34,805
' Toyota Motor Credit Corp. 1.900% 1/13/27 9,982 9,176
Toyota Motor Credit Corp. 3.050% 3/22/27 34,132 32,733
' Toyota Motor Credit Corp. 1.150% 8/13/27 13,318 11,598
VF Corp. 2.400% 4/23/25 19,396 18,509
VF Corp. 2.800% 4/23/27 9,422 8,806
Whirlpool Corp. 4.000% 3/1/24 8,025 8,019
Whirlpool Corp. 3.700% 5/1/25 5,612 5,529
' Yale University 0.873% 4/15/25 11,406 10,598
3,046,639

A TE T (5.0%)
Altria Group Inc. 4.000% 1/31/24 15,398 15,397
Altria Group Inc. 3.800% 2/14/24 11,027 10,963
Altria Group Inc. 2.350% 5/6/25 13,760 13,083
Altria Group Inc. 4.400% 2/14/26 34,056 33,910
Altria Group Inc. 2.625% 9/16/26 3,994 3,730
I Anheuser-Busch Cos. LLC 3.650% 2/1/26 74,068 72,847
Archer-Daniels-Midland Co. 2.500% 8/11/26 24,708 23,528
Avery Dennison Corp. 0.850% 8/15/24 60 56
BAT Capital Corp. 3.222% 8/15/24 44,283 43,256
BAT Capital Corp. 2.789% 9/6/24 21,559 20,880
BAT Capital Corp. 3.215% 9/6/26 24,346 22,690
BAT Capital Corp. 4.700% 4/2/27 12,090 11,775
BAT Capital Corp. 3.557% 8/15/27 65,000 59,746
BAT Capital Corp. 2.259% 3/25/28 10,000 8,406
BAT International Finance plc 1.668% 3/25/26 36,913 32,895
Brown-Forman Corp. 3.500% 4/15/25 5,630 5,568
Bunge Ltd. Finance Corp. 1.630% 8/17/25 12,701 11,791
Bunge Ltd. Finance Corp. 3.250% 8/15/26 18,890 18,156
Campbell Soup Co. 3.950% 3/15/25 25,618 25,403
Campbell Soup Co. 3.300% 3/19/25 6,106 5,961
Church & Dwight Co. Inc. 3.150% 8/1/27 10,000 9,490
Coca-Cola Co. 1.750% 9/6/24 15,461 14,992
Coca-Cola Co. 3.375% 3/25/27 24,639 24,348
Coca-Cola Co. 2.900% 5125127 6,509 6,282
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Coca-Cola Co. 1.450% 6/1/27 36,010 32,585
Coca-Cola Consolidated Inc. 3.800% 11/25/25 8,465 8,312
Colgate-Palmolive Co. 3.250% 3/15/24 12,249 12,187
Colgate-Palmolive Co. 3.100% 8/15/27 17,900 17,414
Conagra Brands Inc. 4.300% 5/1/24 22,306 22,292
Conagra Brands Inc. 4.600% 11/1/25 25,199 25,159
Constellation Brands Inc. 4.750% 11/15/24 5,702 5,774
Constellation Brands Inc. 4.400% 11/15/25 13,220 13,248
Constellation Brands Inc. 4.750% 12/1/25 9,646 9,783
Constellation Brands Inc. 3.700% 12/6/26 12,851 12,448
Constellation Brands Inc. 3.500% 5/9/27 26,002 24,865
Constellation Brands Inc. 4.350% 5/9/27 12,860 12,767
Costco Wholesale Corp. 2.750% 5/18/24 33,191 32,812
Costco Wholesale Corp. 3.000% 5/18/27 22,677 22,043
Costco Wholesale Corp. 1.375% 6/20/27 31,496 28,287
Diageo Capital plc 3.500% 9/18/23 12,429 12,392
Diageo Capital plc 2.125% 10/24/24 6,664 6,429
Diageo Capital plc 1.375% 9/29/25 20,469 18,973
Dollar General Corp. 4.150% 11/1/25 11,350 11,304
Dollar General Corp. 3.875% 4/15/27 14,530 14,270
Dollar Tree Inc. 4.000% 5/15/25 23,079 22,848
Estee Lauder Cos. Inc. 2.000% 12/1/24 14,776 14,335
Estee Lauder Cos. Inc. 3.150% 3/15/27 5,141 5,006
Flowers Foods Inc. 3.500% 10/1/26 8,099 7,704
General Mills Inc. 3.650% 2/15/24 14,387 14,343
General Mills Inc. 4.000% 4/17/25 16,683 16,632
General Mills Inc. 3.200% 2/10/27 16,978 16,364
GSK Consumer Healthcare Capital UK plc 3.125% 3/24/25 18,749 18,074
GSK Consumer Healthcare Capital US LLC 3.024% 3/24/24 8,625 8,439
GSK Consumer Healthcare Capital US LLC 3.375% 3/24/27 53,190 50,031
Hershey Co. 2.625% 5/1/23 635 630
Hershey Co. 2.050% 11/15/24 1,624 1,570
Hershey Co. 0.900% 6/1/25 8,750 8,078
Hershey Co. 3.200% 8/21/25 4,076 4,002
Hershey Co. 2.300% 8/15/26 16,630 15,707
Hormel Foods Corp. 0.650% 6/3/24 15,927 15,129
Ingredion Inc. 3.200% 10/1/26 11,224 10,757
J M Smucker Co. 3.500% 3/15/25 23,848 23,530
Kellogg Co. 2.650% 12/1/23 14,597 14,396
Kellogg Co. 3.250% 4/1/26 15,082 14,634
Keurig Dr Pepper Inc. 3.130% 12/15/23 19,900 19,708
Keurig Dr Pepper Inc. 0.750% 3/15/24 12,153 11,557
Keurig Dr Pepper Inc. 4.417% 5/25/25 11,599 11,637
Keurig Dr Pepper Inc. 3.400% 11/15/25 11,961 11,683
Keurig Dr Pepper Inc. 2.550% 9/15/26 15,685 14,666
Keurig Dr Pepper Inc. 3.430% 6/15/27 6,385 6,103
Kimberly-Clark Corp. 3.050% 8/15/25 6,120 5,998
Kimberly-Clark Corp. 2.750% 2/15/26 11,789 11,391
Kraft Heinz Foods Co. 3.000% 6/1/26 42972 40,635
Kraft Heinz Foods Co. 3.875% 5/15/27 34,498 33,324
Kroger Co. 4.000% 2/1/24 16,256 16,258
Kroger Co. 3.500% 2/1/26 11,992 11,714
Kroger Co. 2.650% 10/15/26 18,105 17,098
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Kroger Co. 3.700% 8/1/27 15,500 15,059
McCormick & Co. Inc. 3.150% 8/15/24 23,921 23,540
McCormick & Co. Inc. 0.900% 2/15/26 12,027 10,719
McCormick & Co. Inc. 3.400% 8/15/27 10,000 9,605
Mead Johnson Nutrition Co. 4.125% 11/15/25 29,363 29,442
Molson Coors Beverage Co. 3.000% 7/15/26 48,956 45,900
Mondelez International Inc. 2.125% 3/17/24 9,146 8,905
Mondelez International Inc. 1.500% 5/4/25 24,017 22,476
Mondelez International Inc. 2.625% 3/17/27 10,290 9,601
PepsiCo Inc. 0.400% 10/7/23 14,674 14,171
PepsiCo Inc. 3.600% 3/1/24 10,657 10,663
PepsiCo Inc. 2.250% 3/19/25 42,287 40,787
PepsiCo Inc. 2.750% 4/30/25 23,492 22913
PepsiCo Inc. 3.500% 7/17/25 17,408 17,324
PepsiCo Inc. 2.850% 2/24/26 25,670 25,000
PepsiCo Inc. 2.375% 10/6/26 19,086 18,113
PepsiCo Inc. 2.625% 3/19/27 20,241 19,210
Philip Morris International Inc. 3.600% 11/15/23 13,617 13,585
Philip Morris International Inc. 2.875% 5/1/24 23,810 23,436
Philip Morris International Inc. 3.250% 11/10/24 7,036 6,934
Philip Morris International Inc. 1.500% 5/1/25 5,630 5,280
Philip Morris International Inc. 3.375% 8/11/25 18,965 18,660
Philip Morris International Inc. 2.750% 2/25/26 26,758 25,394
Philip Morris International Inc. 0.875% 5/1/26 17,830 15,838
Procter & Gamble Co. 3.100% 8/15/23 37,025 36,888
Procter & Gamble Co. 0.550% 10/29/25 26,069 23,689
Procter & Gamble Co. 2.700% 2/2/26 11,699 11,447
Procter & Gamble Co. 2.450% 11/3/26 32,024 30,650
Procter & Gamble Co. 1.900% 2/1/27 8,807 8,242
Procter & Gamble Co. 2.800% 3/25/27 9,422 9,064
Procter & Gamble Co. 2.850% 8/11/27 10,000 9,600
Reynolds American Inc. 4.850% 9/15/23 9,151 9,200
Reynolds American Inc. 4.450% 6/12/25 77,810 77,115
Sysco Corp. 3.750% 10/1/25 20,512 20,224
Sysco Corp. 3.300% 7/15/26 22,181 21,460
Target Corp. 3.500% 7/1/24 16,940 16,907
Target Corp. 2.250% 4/15/25 20,645 19,835
Target Corp. 2.500% 4/15/26 24,164 23,180
Target Corp. 1.950% 1/15/27 33,355 31,029
Tyson Foods Inc. 3.900% 9/28/23 4,323 4,321
Tyson Foods Inc. 3.950% 8/15/24 14,741 14,698
Tyson Foods Inc. 4.000% 3/1/26 28,392 28,066
Tyson Foods Inc. 3.550% 6/2/27 27,325 26,201
Unilever Capital Corp. 0.375% 9/14/23 16,055 15,524
Unilever Capital Corp. 3.250% 3/7/24 14,999 14,909
Unilever Capital Corp. 2.600% 5/5/24 11,886 11,664
Unilever Capital Corp. 0.626% 8/12/24 5,070 4,783
Unilever Capital Corp. 3.375% 3/22/25 7,786 7,677
Unilever Capital Corp. 3.100% 7/30/25 9,019 8,836
Unilever Capital Corp. 2.000% 7/28/26 20,665 19,294
Unilever Capital Corp. 2.900% 5/5/27 12,085 11,554
Walgreens Boots Alliance Inc. 0.950% 11/17/23 4,088 3,944
Walgreens Boots Alliance Inc. 3.800% 11/18/24 23,185 23,029
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Walgreens Boots Alliance Inc. 3.450% 6/1/26 34,604 33,514
Walmart Inc. 3.400% 6/26/23 47,689 47,681
Walmart Inc. 3.300% 4/22/24 37,574 37,425
Walmart Inc. 2.850% 7/8/24 30,644 30,195
Walmart Inc. 2.650% 12/15/24 14,848 14,569
Walmart Inc. 3.550% 6/26/25 20,412 20,396
Walmart Inc. 3.050% 7/8/26 24,666 24,350
Walmart Inc. 1.050% 9/17/26 6,900 6,251
2,542,444

TRAF—(59%)
Baker Hughes Holdings LLC 1.231% 12/15/23 12,202 11,806
Baker Hughes Holdings LLC 2.061% 12/15/26 11,608 10,571
Boardwalk Pipelines LP 4.950% 12/15/24 6,021 6,066
Boardwalk Pipelines LP 5.950% 6/1/26 17,528 18,117
Boardwalk Pipelines LP 4.450% 7/15/27 6,758 6,489
BP Capital Markets America Inc. 3.796% 9/21/25 18,797 18,754
BP Capital Markets America Inc. 3.410% 2/11/26 19,605 19,242
! BP Capital Markets America Inc. 3.119% 5/4/26 18,750 18,148
' BP Capital Markets America Inc. 3.017% 1/16/27 26,343 25,206
BP Capital Markets America Inc. 3.543% 4/6/27 15,255 14,869
' BP Capital Markets America Inc. 3.588% 4/14/27 13,405 13,055
Canadian Natural Resources Ltd. 3.800% 4/15/24 18,050 17,865
Canadian Natural Resources Ltd. 3.900% 2/1/25 14,550 14,331
Canadian Natural Resources Ltd. 2.050% 7/15/25 15,959 14,888
Canadian Natural Resources Ltd. 3.850% 6/1/27 26,845 25,648
Cenovus Energy Inc. 5.375% 7/15/25 18,310 18,795
Cenovus Energy Inc. 4.250% 4/15/27 22,708 22,357
Cheniere Corpus Christi Holdings LLC 7.000% 6/30/24 26,736 27,521
Cheniere Corpus Christi Holdings LLC 5.875% 3/31/25 47,728 48,694
Cheniere Corpus Christi Holdings LLC 5.125% 6/30/27 33,775 33,741
Chevron Corp. 2.895% 3/3/24 28914 28,604
Chevron Corp. 1.554% 5/11/25 56,173 53,004
Chevron Corp. 3.326% 11/17/25 14,817 14,614
Chevron Corp. 2.954% 5/16/26 41,590 40,275
Chevron Corp. 1.995% 5/11/27 23,790 21,978
Chevron USA Inc. 3.900% 11/15/24 16,265 16,398
Chevron USA Inc. 0.687% 8/12/25 19,834 18,119
Chevron USA Inc. 1.018% 8/12/27 5,868 5,117
Columbia Pipeline Group Inc. 4.500% 6/1/25 22,698 22,634
ConocoPhillips Co. 2.125% 3/8/24 10,660 10,424
ConocoPhillips Co. 3.350% 11/15/24 6,969 6,905
ConocoPhillips Co. 2.400% 3/7/25 10,050 9,715
Continental Resources Inc. 3.800% 6/1/24 21,660 21,350
2 Coterra Energy Inc. 4.375% 6/1/24 21,187 21,056
2 Coterra Energy Inc. 3.900% 5/15/27 18,015 17,198
DCP Midstream Operating LP 5.375% 7/15/25 6,716 6,735
DCP Midstream Operating LP 5.625% 7/15/27 5,175 5,241
Devon Energy Corp. 5.250% 9/15/24 16,570 16,851
Devon Energy Corp. 5.850% 12/15/25 12,076 12,491
Diamondback Energy Inc. 3.250% 12/1/26 20,152 19,337
! Eastern Gas Transmission & Storage Inc. 3.600% 12/15/24 3,906 3,844
Enbridge Energy Partners LP 5.875% 10/15/25 8,362 8,639
Enbridge Inc. 4.000% 10/1/23 21,861 21,799
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Enbridge Inc. 0.550% 10/4/23 2,461 2,366
Enbridge Inc. 2.150% 2/16/24 6,549 6,353
Enbridge Inc. 3.500% 6/10/24 14,321 14,142
Enbridge Inc. 2.500% 1/15/25 11,791 11,299
Enbridge Inc. 2.500% 2/14/25 2,782 2,666
Enbridge Inc. 1.600% 10/4/26 6,775 6,021
Enbridge Inc. 4.250% 12/1/26 22,942 22,606
Enbridge Inc. 3.700% 7/15/27 14,025 13,425
Energy Transfer LP 4.200% 9/15/23 14,937 14,913
Energy Transfer LP 4.500% 11/1/23 18,799 18,796
Energy Transfer LP 5.875% 1/15/24 22,598 22,901
Energy Transfer LP 4.900% 2/1/24 9,132 9,149
Energy Transfer LP 4.250% 4/1/24 19,073 18,941
Energy Transfer LP 4.500% 4/15/24 20,436 20,391
Energy Transfer LP 3.900% 5/15/24 12,510 12,337
Energy Transfer LP 4.050% 3/15/25 17,704 17,387
Energy Transfer LP 2.900% 5/15/25 18,781 17,810
Energy Transfer LP 5.950% 12/1/25 11,592 11,855
Energy Transfer LP 4.750% 1/15/26 24,124 23,945
Energy Transfer LP 3.900% 7/15/26 13,749 13,154
Energy Transfer LP 4.400% 3/15/27 21,591 20,914
Energy Transfer LP 4.200% 4/15/27 15,896 15,255
Energy Transfer LP 5.500% 6/1/27 22,235 22,503
Enterprise Products Operating LLC 3.900% 2/15/24 13,791 13,742
Enterprise Products Operating LLC 3.750% 2/15/25 29,447 29,246
Enterprise Products Operating LLC 3.700% 2/15/26 21,213 20,943
Enterprise Products Operating LLC 3.950% 2/15/27 13,471 13,295
Enterprise Products Operating LLC 5.250% 8/16/77 13,146 11,493
EOG Resources Inc. 3.150% 4/1/25 11,857 11,654
EOG Resources Inc. 4.150% 1/15/26 23,873 23,898
EQT Corp. 6.125% 2/1/25 17,924 18,418
Exxon Mobil Corp. 3.176% 3/15/24 15,747 15,670
Exxon Mobil Corp. 2.019% 8/16/24 23,286 22,578
Exxon Mobil Corp. 2.709% 3/6/25 30,465 29,666
Exxon Mobil Corp. 2.992% 3/19/25 85,047 83,207
Exxon Mobil Corp. 3.043% 3/1/26 59,446 57,892
Exxon Mobil Corp. 2.275% 8/16/26 24,107 22,769
Exxon Mobil Corp. 3.294% 3/19/27 14,115 13,835
Halliburton Co. 3.500% 8/1/23 14,027 14,037
Halliburton Co. 3.800% 11/15/25 7,899 7,815
Hess Corp. 3.500% 7/15/24 8,000 7,871
Hess Corp. 4.300% 4/1/27 23,580 23,019
HF Sinclair Corp. 2.625% 10/1/23 5,247 5,088
HF Sinclair Corp. 5.875% 4/1/26 25,497 25,633
Kinder Morgan Energy Partners LP 3.500% 9/1/23 18,833 18,749
Kinder Morgan Energy Partners LP 4.150% 2/1/24 15,675 15,678
Kinder Morgan Energy Partners LP 4.300% 5/1/24 16,692 16,756
Kinder Morgan Energy Partners LP 4.250% 9/1/24 8,897 8,887
Kinder Morgan Inc. 4.300% 6/1/25 27,665 27,583
Kinder Morgan Inc. 1.750% 11/15/26 11,453 10,238
Magellan Midstream Partners LP 5.000% 3/1/26 15,487 15,685
Marathon Oil Corp. 4.400% 7/15/27 590 574
Marathon Petroleum Corp. 3.625% 9/15/24 7,259 7,190
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Marathon Petroleum Corp. 4.700% 5/1/25 40,842 41,108
Marathon Petroleum Corp. 5.125% 12/15/26 27,012 27,760
MPLX LP 4.875% 12/1/24 26,046 26,227
MPLX LP 4.000% 2/15/25 11,045 10,884
MPLX LP 4.875% 6/1/25 24,900 25,025
MPLX LP 1.750% 3/1/26 37,186 33,656
MPLX LP 4.125% 3/1/27 31,311 30,308
Northwest Pipeline LLC 4.000% 4/1/27 1,582 1,524
ONEOK Inc. 7.500% 9/1/23 7,200 7,373
ONEOK Inc. 2.750% 9/1/24 9,820 9,496
ONEOK Inc. 2.200% 9/15/25 10,581 9,876
ONEOK Inc. 5.850% 1/15/26 14,507 14,881
ONEOK Inc. 4.000% 7/13/27 10,685 10,218
ONEOK Partners LP 5.000% 9/15/23 9,492 9,540
ONEOK Partners LP 4.900% 3/15/25 15,970 15,978
Ovintiv Exploration Inc. 5.375% 1/1/26 17,240 17,505
Phillips 66 0.900% 2/15/24 6,874 6,576
Phillips 66 3.850% 4/9/25 24,062 23,854
Phillips 66 1.300% 2/15/26 10,926 9,886
Phillips 66 Co. 2.450% 12/15/24 7,201 6,852
Phillips 66 Co. 3.605% 2/15/25 10,972 10,745
Phillips 66 Co. 3.550% 10/1/26 10,652 10,237
Pioneer Natural Resources Co. 1.125% 1/15/26 19,434 17,366
Plains All American Pipeline LP 3.850% 10/15/23 16,175 16,049
Plains All American Pipeline LP 3.600% 11/1/24 10,228 10,000
Plains All American Pipeline LP 4.650% 10/15/25 29,363 29,073
Plains All American Pipeline LP 4.500% 12/15/26 16,646 16,224
Sabine Pass Liquefaction LLC 5.750% 5/15/24 55,908 56,755
Sabine Pass Liquefaction LLC 5.625% 3/1/25 61,242 62,401
Sabine Pass Liquefaction LLC 5.875% 6/30/26 21,966 22,598
Sabine Pass Liquefaction LLC 5.000% 3/15/27 36,451 36,339
Schlumberger Finance Canada Ltd. 1.400% 9/17/25 14,000 13,064
Schlumberger Investment SA 3.650% 12/1/23 36,774 36,757
Shell International Finance BV 0.375% 9/15/23 21,121 20,408
Shell International Finance BV 3.500% 11/13/23 22,846 22,812
Shell International Finance BV 2.000% 11/7/24 23,371 22,621
Shell International Finance BV 3.250% 5/11/25 60,153 59,229
Shell International Finance BV 2.875% 5/10/26 42,341 40,847
Shell International Finance BV 2.500% 9/12/26 26,664 25,253
Spectra Energy Partners LP 4.750% 3/15/24 30,356 30,516
Spectra Energy Partners LP 3.500% 3/15/25 9,012 8,814
Spectra Energy Partners LP 3.375% 10/15/26 22,365 21,297
Targa Resources Partners LP 6.500% 7/15/27 18,280 18,802
TC PipeLines LP 4.375% 3/13/25 6,987 6,969
TC PipeLines LP 3.900% 5125727 12,738 12,363
Tennessee Gas Pipeline Co. LLC 7.000% 3/15/27 4,518 4,823
TotalEnergies Capital International SA 3.700% 1/15/24 28,864 28,875
TotalEnergies Capital International SA 3.750% 4/10/24 14,641 14,670
TotalEnergies Capital International SA 2.434% 1/10/25 24,102 23,340
TransCanada PipeLines Ltd. 3.750% 10/16/23 13,866 13,819
TransCanada PipeLines Ltd. 1.000% 10/12/24 24,583 22,925
TransCanada PipeLines Ltd. 4.875% 1/15/26 22,508 22,707
Transcontinental Gas Pipe Line Co. LLC 7.850% 2/1/26 26,051 28,472
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Valero Energy Corp. 2.850% 4/15/25 10,313 9,978
Williams Cos. Inc. 4.500% 11/15/23 12,480 12,517
Williams Cos. Inc. 4.300% 3/4/24 30,974 30,969
Williams Cos. Inc. 4.550% 6/24/24 26,900 26,965
Williams Cos. Inc. 3.900% 1/15/25 9,758 9,635
Williams Cos. Inc. 4.000% 9/15/25 24,590 24,243
Williams Cos. Inc. 3.750% 6/15/27 30,713 29,655
2,990,388

£k (43.9%)

AerCap Ireland Capital DAC 4.500% 9/15/23 36,327 36,138
AerCap Ireland Capital DAC 1.150% 10/29/23 33,277 31,843
AerCap Ireland Capital DAC 4.875% 1/16/24 32,387 32,223
AerCap Ireland Capital DAC 3.150% 2/15/24 21,462 20,793
AerCap Ireland Capital DAC 2.875% 8/14/24 20,284 19,409
AerCap Ireland Capital DAC 1.650% 10/29/24 71,875 66,555
AerCap Ireland Capital DAC 1.750% 10/29/24 23,675 21,905
AerCap Ireland Capital DAC 3.500% 1/15/25 19,752 18,970
AerCap Ireland Capital DAC 6.500% 7/15/25 31,306 32,065
AerCap Ireland Capital DAC 4.450% 10/1/25 21,957 21,293
AerCap Ireland Capital DAC 1.750% 1/30/26 16,417 14,490
AerCap Ireland Capital DAC 4.450% 4/3/26 3,247 3,139
AerCap Ireland Capital DAC 2.450% 10/29/26 95,540 84,201
AerCap Ireland Capital DAC 3.650% 7/121/27 12,104 11,015
Affiliated Managers Group Inc. 4.250% 2/15/24 5,941 5,941
Affiliated Managers Group Inc. 3.500% 8/1/25 10,132 9,938
Aflac Inc. 3.625% 11/15/24 33,502 33,363
Aflac Inc. 3.250% 3/17/25 12,619 12,422
Aflac Inc. 1.125% 3/15/26 19,676 17,793
Air Lease Corp. 3.000% 9/15/23 13,994 13,803
Air Lease Corp. 4.250% 2/1/24 25,366 25,222
Air Lease Corp. 0.700% 2/15/24 17,379 16,409
Air Lease Corp. 0.800% 8/18/24 18,354 16,951
Air Lease Corp. 4.250% 9/15/24 15,338 15,166
Air Lease Corp. 2.300% 2/1/25 17,996 16,870
Air Lease Corp. 3.250% 3/1/25 12,625 12,103
Air Lease Corp. 3.375% 7/1/25 12,309 11,683
Air Lease Corp. 2.875% 1/15/26 30,183 27,841
Air Lease Corp. 3.750% 6/1/26 15,576 14,727
Air Lease Corp. 1.875% 8/15/26 30,204 26,393
Air Lease Corp. 2.200% 1/15/27 14,826 13,014
Air Lease Corp. 3.625% 4/1/27 16,070 14,888
Aircastle Ltd. 4.400% 9/25/23 15,050 14,984
Aircastle Ltd. 4.125% 5/1/24 12,418 12,130
Aircastle Ltd. 4.250% 6/15/26 16,076 14,808
AlliedWorld Assurance Co. Holdings Ltd. 4.350% 10/29/25 11,250 10,941
Allstate Corp. 0.750% 12/15/25 9,610 8,614
Allstate Corp. 3.280% 12/15/26 8,752 8,505
Allstate Corp. 5.750% 8/15/53 14,287 13,100
Ally Financial Inc. 1.450% 10/2/23 34,214 33,146
Ally Financial Inc. 3.875% 5/21/24 15,178 15,034
Ally Financial Inc. 5.125% 9/30/24 31,117 31,561
Ally Financial Inc. 4.625% 3/30/25 22,758 22,700
Ally Financial Inc. 5.800% 5/1/25 19,050 19,501
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Ally Financial Inc. 4.750% 6/9/27 10,455 10,198
American Equity Investment Life Holding Co. 5.000% 6/15/27 11,249 10,958
American Express Co. 0.750% 11/3/23 22,716 21,950
American Express Co. 3.400% 2/22/24 40,484 40,160
American Express Co. 3.375% 5/3/24 7,430 7,346
American Express Co. 2.500% 7/30/24 33,970 33,049
American Express Co. 3.000% 10/30/24 39,123 38,343
American Express Co. 3.625% 12/5/24 14,354 14,273
American Express Co. 2.250% 3/4/25 38,755 36,989
American Express Co. 3.950% 8/1/25 23,380 23,136
American Express Co. 4.200% 11/6/25 15,891 15917
American Express Co. 3.125% 5/20/26 19,751 19,064
American Express Co. 1.650% 11/4/26 25,789 23,309
American Express Co. 2.550% 3/4/27 41,970 38,973
American Express Co. 3.300% 5/3/27 70,194 67,171
American Express Credit Corp. 3.300% 5/3/27 1,650 1,588
American International Group Inc. 4.125% 2/15/24 17,621 17,664
American International Group Inc. 2.500% 6/30/25 41,255 39,327
American International Group Inc. 3.750% 7/10/25 12,077 11,923
American International Group Inc. 3.900% 4/1/26 31,248 30,699
Ameriprise Financial Inc. 4.000% 10/15/23 20,590 20,601
Ameriprise Financial Inc. 3.700% 10/15/24 13,108 13,006
Ameriprise Financial Inc. 3.000% 4/2/25 18,276 17,799
Ameriprise Financial Inc. 2.875% 9/15/26 4,172 3,969
Aon Corp. 8.205% 1/1/27 10,581 11,356
Aon Corp. 2.850% 5/28/27 12,757 11,879
Aon Global Ltd. 4.000% 11/27/23 7,907 7,910
Aon Global Ltd. 3.500% 6/14/24 6,345 6,283
Aon Global Ltd. 3.875% 12/15/25 26,569 26,257
Arch Capital Finance LLC 4.011% 12/15/26 11,580 11,366
Ares Capital Corp. 4.200% 6/10/24 14,072 13,947
Ares Capital Corp. 4.250% 3/1/25 13,183 12,825
Ares Capital Corp. 3.250% 7/15/25 23,035 21,606
Ares Capital Corp. 3.875% 1/15/26 31,162 29,380
Ares Capital Corp. 2.150% 7/15/26 32,544 28,247
Ares Capital Corp. 2.875% 6/15/27 9,689 8,485
Aspen Insurance Holdings Ltd. 4.650% 11/15/23 5,728 5,717
Assured Guaranty US Holdings Inc. 5.000% 7/1/24 2,579 2,618
Australia & New Zealand Banking Group Ltd. 3.700% 11/16/25 18,469 18,286
Bain Capital Specialty Finance Inc. 2.950% 3/10/26 7,833 6,964
Bain Capital Specialty Finance Inc. 2.550% 10/13/26 8,659 7,337
Banco Bilbao Vizcaya Argentaria SA 0.875% 9/18/23 20,915 20,196
Banco Bilbao Vizcaya Argentaria SA 1.125% 9/18/25 21,367 19,363
Banco Santander SA 3.892% 5/24/24 2,000 1,981
Banco Santander SA 2.706% 6/27/24 42,364 41,105
Banco Santander SA 2.746% 5/28/25 45,938 43,238
Banco Santander SA 5.147% 8/18/25 40,000 39,812
Banco Santander SA 5.179% 11/19/25 37,293 36,923
Banco Santander SA 1.849% 3/25/26 32,587 29,001
Banco Santander SA 4.250% 4/11/27 30,175 29,017
Banco Santander SA 5.294% 8/18/27 39,975 39,161
Banco Santander SA 1.722% 9/14/27 25,700 22,176
Banco Santander SA 4.175% 3/24/28 35,545 33,449
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' Bank of America Corp. 4.125% 1/22/24 59,137 59,375
' Bank of America Corp. 4.000% 4/1/24 31,395 31,455
' Bank of America Corp. 4.200% 8/26/24 62,584 62,539
' Bank of America Corp. 0.810% 10/24/24 52,633 50,516
' Bank of America Corp. 4.000% 1/22/25 65,106 64,564
Bank of America Corp. 1.843% 2/4/25 12,161 11,692

! Bank of America Corp. 3.458% 3/15/25 73,919 72,688
! Bank of America Corp. 3.950% 4/21/25 68,951 68,220
Bank of America Corp. 0.976% 4/22/25 60,326 56,901
Bank of America Corp. 3.841% 4/25/25 37915 37,534

! Bank of America Corp. 3.875% 8/1/25 24,405 24,355
' Bank of America Corp. 0.981% 9/25/25 49,510 45,975
' Bank of America Corp. 3.093% 10/1/25 63,797 61,816
' Bank of America Corp. 2.456% 10/22/25 44,159 42,154
' Bank of America Corp. 1.530% 12/6/25 26,305 24,543
' Bank of America Corp. 3.366% 1/23/26 58,512 56,604
' Bank of America Corp. 2.015% 2/13/26 47,692 44,604
! Bank of America Corp. 4.450% 3/3/26 61,253 61,005
! Bank of America Corp. 3.384% 4/2/26 31,860 30,774
! Bank of America Corp. 3.500% 4/19/26 91,472 89,165
! Bank of America Corp. 1.319% 6/19/26 82,348 74,817
Bank of America Corp. 4.827% 7/22/26 2,420 2,424
Bank of America Corp. 6.220% 9/15/26 8,123 8,535

' Bank of America Corp. 4.250% 10/22/26 54,870 54,042
' Bank of America Corp. 1.197% 10/24/26 75,079 67,145
' Bank of America Corp. 1.658% 3/11/27 77,302 69,099
' Bank of America Corp. 3.559% 4/23/27 44,431 42,343
Bank of America Corp. 1.734% 7/22/27 111,042 98,550

! Bank of America Corp. 4.183% 11/25/27 50,547 49,332
! Bank of America Corp. 3.824% 1/20/28 54,969 52,602
Bank of America Corp. 2.551% 2/4/28 33,200 30,097

! Bank of America Corp. 3.705% 4/24/28 55,259 52,482
Bank of America Corp. 4.376% 4/27/28 44,640 43,562

! Bank of America Corp. 3.593% 7/21/28 43,257 40,716
Bank of America Corp. 4.948% 7/22/28 76,816 76,732

I Bank of Montreal 0.400% 9/15/23 33,609 32,440
Bank of Montreal 0.450% 12/8/23 30,430 29,180

I Bank of Montreal 3.300% 2/5/24 59,840 59,299
I Bank of Montreal 2.150% 3/8/24 13,613 13,264
I Bank of Montreal 2.500% 6/28/24 19,647 19,162
I Bank of Montreal 1.500% 1/10/25 24,830 23,365
I Bank of Montreal 1.850% 5/1/25 41,529 39,140
I Bank of Montreal 3.700% 6/7/25 34,024 33,575
I Bank of Montreal 1.250% 9/15/26 16,318 14,551
I Bank of Montreal 0.949% 1/22/27 23,831 21,240
I Bank of Montreal 2.650% 3/8/27 29,034 27,011
I Bank of Montreal 4.338% 10/5/28 5,985 5,962
! Bank of NewYork Mellon Corp. 0.350% 12/7/23 27,857 26,736
' Bank of NewYork Mellon Corp. 3.650% 2/4/24 20,082 20,080
' Bank of NewYork Mellon Corp. 0.500% 4/26/24 14,584 13,851
Bank of NewYork Mellon Corp. 3.400% 5/15/24 12,791 12,724

' Bank of NewYork Mellon Corp. 3.250% 9/11/24 10,864 10,782
' Bank of NewYork Mellon Corp. 2.100% 10/24/24 20,551 19,898
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! Bank of NewYork Mellon Corp. 3.000% 2/24/25 18,503 18,146
! Bank of NewYork Mellon Corp. 1.600% 4/24/25 25,779 24274
! Bank of NewYork Mellon Corp. 3.950% 11/18/25 12,512 12,492
! Bank of NewYork Mellon Corp. 0.750% 1/28/26 8,001 7,219
! Bank of NewYork Mellon Corp. 2.800% 5/4/26 25,032 24,143
Bank of NewYork Mellon Corp. 4.414% 7/24/26 15,697 15,770

! Bank of NewYork Mellon Corp. 2.450% 8/17/26 19,319 18,182
I Bank of NewYork Mellon Corp. 1.050% 10/15/26 2,775 2,468
Bank of NewYork Mellon Corp. 2.050% 1/26/27 8,795 8,087

' Bank of NewYork Mellon Corp. 3.250% 5/16/27 25,475 24,657
I Bank of NewYork Mellon Corp. 3.442% 2/7/28 34,095 32,731
! Bank of NewYork Mellon Corp. 3.992% 6/13/28 5,300 5,191
Bank of Nova Scotia 0.400% 9/15/23 40,950 39,498
Bank of Nova Scotia 0.550% 9/15/23 19,418 18,760
Bank of Nova Scotia 3.400% 2/11/24 30,949 30,705
Bank of Nova Scotia 2.440% 3/11/24 17,462 17,067
Bank of Nova Scotia 0.700% 4/15/24 17,064 16,180
Bank of Nova Scotia 0.650% 7/31/24 24,281 22,736
Bank of Nova Scotia 1.450% 1/10/25 10,409 9,781
Bank of Nova Scotia 2.200% 2/3/25 25,889 24,670
Bank of Nova Scotia 3.450% 4/11/25 33,484 32,749
Bank of Nova Scotia 1.300% 6/11/25 36,603 33,845
Bank of Nova Scotia 4.500% 12/16/25 16,028 15,982
Bank of Nova Scotia 1.050% 3/2/26 22,485 20,168
Bank of Nova Scotia 1.350% 6/24/26 25,146 22,562
Bank of Nova Scotia 2.700% 8/3/26 31,544 29,709
Bank of Nova Scotia 1.300% 9/15/26 21,854 19,398
Bank of Nova Scotia 1.950% 2/2/27 16,850 15,168

I Bank of Nova Scotia 4.650% Perpetual 3,800 3,375
BankUnited Inc. 4.875% 11/17/25 9,496 9,468

' Barclays Bank plc 3.750% 5/15/24 9,983 9,920
Barclays plc 4.375% 9/11/24 23,689 23,415
Barclays plc 1.007% 12/10/24 30,488 28,906
Barclays plc 3.650% 3/16/25 54,934 53,369

' Barclays plc 3.932% 5/17/25 53,411 52,234
Barclays plc 4.375% 1/12/26 66,331 64,975

' Barclays plc 2.852% 5/7/26 61,205 57,299
Barclays plc 5.200% 5/12/26 21,889 21,674
Barclays plc 5.304% 8/9/26 17,185 17,047
Barclays plc 2.279% 11/24/27 19,359 17,005
Barclays plc 5.501% 8/9/28 61,139 60,148
Berkshire Hathaway Finance Corp. 2.300% 3/15/27 1,355 1,276
Berkshire Hathaway Inc. 3.125% 3/15/26 62,727 61,404
BGC Partners Inc. 3.750% 10/1/24 6,757 6,545
BlackRock Inc. 3.500% 3/18/24 17,196 17,143
BlackRock Inc. 3.200% 3/15/27 22,083 21,667
Blackstone Private Credit Fund 2.350% 11/22/24 20,955 19,455
Blackstone Private Credit Fund 2.700% 1/15/25 5,055 4,690
Blackstone Private Credit Fund 2.625% 12/15/26 30,795 26,009
Blackstone Private Credit Fund 3.250% 3/15/27 32,286 27,703
Blackstone Secured Lending Fund 3.625% 1/15/26 16,744 15,696
Blackstone Secured Lending Fund 2.750% 9/16/26 19,208 16,993
Blackstone Secured Lending Fund 2.125% 2/15/27 18,452 15,302
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BNP Paribas SA 4.250% 10/15/24 24,459 24,376
BNP Paribas SA 2.819% 11/19/25 1,400 1,331
BPCE SA 4.000% 4/15/24 33,975 33,801
BPCE SA 3.375% 12/2/26 16,211 15,439
Brighthouse Financial Inc. 3.700% 6/22/27 10,000 9,450
Brookfield Asset Management Inc. 4.000% 1/15/25 12,445 12,331
Brookfield Finance Inc. 4.000% 4/1/24 17,826 17,751
Brookfield Finance Inc. 4.250% 6/2/26 10,047 9,905
Brown & Brown Inc. 4.200% 9/15/24 10,404 10,340
Cadence Bank 4.125% 11/20/29 1,275 1,239
Canadian Imperial Bank of Commerce 3.500% 9/13/23 34,548 34,449
Canadian Imperial Bank of Commerce 0.500% 12/14/23 31,242 29,940
Canadian Imperial Bank of Commerce 3.100% 4/2/24 21,249 20,953
Canadian Imperial Bank of Commerce 1.000% 10/18/24 16,370 15,312
Canadian Imperial Bank of Commerce 2.250% 1/28/25 17,916 17,083
Canadian Imperial Bank of Commerce 3.300% 4/7/25 15,125 14,741
Canadian Imperial Bank of Commerce 3.945% 8/4/25 29,695 29,348
Canadian Imperial Bank of Commerce 0.950% 10/23/25 5,494 4,996
Canadian Imperial Bank of Commerce 1.250% 6/22/26 26,226 23,446
Canadian Imperial Bank of Commerce 3.450% 4/7/27 25,332 24,293
Capital One Bank USA NA 2.280% 1/28/26 3,686 3,484
Capital One Financial Corp. 3.900% 1/29/24 34,581 34,473
Capital One Financial Corp. 3.750% 4/24/24 20,762 20,607
Capital One Financial Corp. 3.300% 10/30/24 28,500 27,956
Capital One Financial Corp. 1.343% 12/6/24 20,945 20,098
Capital One Financial Corp. 3.200% 2/5/25 22,860 22,288
Capital One Financial Corp. 4.250% 4/30/25 11,406 11,375
Capital One Financial Corp. 4.166% 5/9/25 25,847 25,635
Capital One Financial Corp. 4.200% 10/29/25 25,080 24,767
Capital One Financial Corp. 2.636% 3/3/26 25,275 23,930
Capital One Financial Corp. 4.985% 7/24/26 674 674
Capital One Financial Corp. 3.750% 7/28/26 36,745 35,369
Capital One Financial Corp. 3.750% 3/9/27 54,977 52,782
Capital One Financial Corp. 3.650% 511727 34,518 32,969
Capital One Financial Corp. 1.878% 11/2/27 20,437 17,982
Capital One Financial Corp. 4.927% 5/10/28 30,920 30,554
Cboe Global Markets Inc. 3.650% 1/12/27 10,451 10,213
Charles Schwab Corp. 3.550% 2/1/24 8,783 8,756
Charles Schwab Corp. 0.750% 3/18/24 38,719 37,055
Charles Schwab Corp. 3.750% 4/1/24 11,892 11,873
Charles Schwab Corp. 3.000% 3/10/25 8,928 8,737
Charles Schwab Corp. 4.200% 3/24/25 11,786 11,839
Charles Schwab Corp. 3.625% 4/1/25 12,242 12,082
Charles Schwab Corp. 3.850% 5/21/25 23,462 23,500
Charles Schwab Corp. 3.450% 2/13/26 12,278 12,113
Charles Schwab Corp. 0.900% 3/11/26 12,548 11,291
Charles Schwab Corp. 1.150% 5/13/26 31,300 28,225
Charles Schwab Corp. 3.200% 3/2/27 16,853 16,316
Charles Schwab Corp. 2.450% 3/3/27 33,836 31,575
Charles Schwab Corp. 3.300% 4/1/27 12,576 12,197
Chubb INA Holdings Inc. 3.350% 5/15/24 25,885 25,734
Chubb INA Holdings Inc. 3.150% 3/15/25 23,953 23,615
Chubb INA Holdings Inc. 3.350% 5/3/26 40,170 39,307
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Citibank NA 3.650% 1/23/24 48,683 48,623
Citigroup Inc. 3.875% 10/25/23 26,188 26,289
Citigroup Inc. 3.750% 6/16/24 24,488 24,469
Citigroup Inc. 4.000% 8/5/24 14,847 14,788
Citigroup Inc. 0.776% 10/30/24 67,903 65,115
Citigroup Inc. 3.875% 3/26/25 41,097 40,588
Citigroup Inc. 3.352% 4/24/25 76,452 74,913
Citigroup Inc. 3.300% 4/27/25 20,971 20,473
Citigroup Inc. 0.981% 5/1/25 16,562 15,598
Citigroup Inc. 4.140% 5/24/25 27,980 27,792
Citigroup Inc. 4.400% 6/10/25 63,631 63,381
Citigroup Inc. 5.500% 9/13/25 40,658 41,722
Citigroup Inc. 1.281% 11/3/25 22,797 21,213
Citigroup Inc. 3.700% 1/12/26 50,961 49,780
Citigroup Inc. 2.014% 1/25/26 54,091 50,832
Citigroup Inc. 4.600% 3/9/26 47,534 47473
Citigroup Inc. 3.106% 4/8/26 81,500 78,239
Citigroup Inc. 3.400% 5/1/26 54,528 52,672
Citigroup Inc. 3.200% 10/21/26 92,772 88,350
Citigroup Inc. 4.300% 11/20/26 21,570 21,299
Citigroup Inc. 1.122% 1/28/27 59,816 52,753
Citigroup Inc. 1.462% 6/9/27 29,000 25,578
Citigroup Inc. 3.887% 1/10/28 42,524 40,777
Citigroup Inc. 3.070% 2/24/28 51,179 47,385
Citigroup Inc. 4.658% 5/24/28 71,397 70,517
Citigroup Inc. 3.668% 7/24/28 29,070 27,268
Citizens Bank NA 2.250% 4/28/25 9,648 9,135
Citizens Bank NA 4.119% 5/23/25 7,741 7,659
Citizens Bank NA 3.750% 2/18/26 19,957 19,544
Citizens Bank NA 4.575% 8/9/28 14,400 14,234
Citizens Financial Group Inc. 4.300% 12/3/25 5,636 5,571
Citizens Financial Group Inc. 2.850% 7/27/26 17,878 16,931
Citizens Financial Group Inc. 4.300% 2/11/31 3,661 3,577
CME Group Inc. 3.000% 3/15/25 17,079 16,750
CNA Financial Corp. 3.950% 5/15/24 13,326 13,276
CNA Financial Corp. 4.500% 3/1/26 10,902 10,926
CNA Financial Corp. 3.450% 8/15/27 17,262 16,289
CNO Financial Group Inc. 5.250% 5/30/25 14,275 14,320
Comerica Bank 2.500% 7/23/24 14,559 14,124
Comerica Bank 4.000% 7/27/25 7,885 7,781
Cooperatieve Rabobank UA 0.375% 1/12/24 29,060 27,650
Cooperatieve Rabobank UA 3.875% 8/22/24 20,000 19,930
Cooperatieve Rabobank UA 1.375% 1/10/25 25,174 23,616
Cooperatieve Rabobank UA 3.375% 5/21/25 33,056 32,363
Cooperatieve Rabobank UA 4.375% 8/4/25 27,039 26,609
Cooperatieve Rabobank UA 3.750% 7/21/26 37,086 35,382
Corebridge Financial Inc. 3.650% 4/5/27 28,179 26,494
Credit Suisse AG 0.495% 2/2/24 25,665 24,171
Credit Suisse AG 4.750% 8/9/24 24,670 24,519
Credit Suisse AG 3.625% 9/9/24 87,595 85,503
Credit Suisse AG 3.700% 2/21/25 12,730 12,317
Credit Suisse AG 2.950% 4/9/25 45,357 43,041
Credit Suisse AG 1.250% 8/7/26 28,670 24,735
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Credit Suisse AG 5.000% 7/9/27 25,000 24,280
Credit Suisse Group AG 3.750% 3/26/25 56,176 53,735
Credit Suisse Group AG 4.550% 4/17/26 54,949 52,669
Deutsche Bank AG 0.962% 11/8/23 29,703 28,512
Deutsche Bank AG 0.898% 5/28/24 10,068 9,464
Deutsche Bank AG 3.700% 5/30/24 32,676 32,133
Deutsche Bank AG 3.700% 5/30/24 14,211 14,008
Deutsche Bank AG 2.222% 9/18/24 61,852 59,608
Deutsche Bank AG 1.447% 4/1/25 10,977 10,236
Deutsche Bank AG 3.961% 11/26/25 29,692 28,446
Deutsche Bank AG 4.100% 1/13/26 5,473 5,338
Deutsche Bank AG 4.100% 1/13/26 24,382 23,728
Deutsche Bank AG 1.686% 3/19/26 24,001 21,633
Deutsche Bank AG 6.119% 7/14/26 21,255 21,265
Deutsche Bank AG 2.129% 11/24/26 50,232 44251
Deutsche Bank AG 2.311% 11/16/27 37,724 32,069
Deutsche Bank AG 2.552% 1/7/28 19,940 16,974
Discover Bank 2.450% 9/12/24 20,163 19,379
Discover Bank 4.250% 3/13/26 3,742 3,655
Discover Bank 3.450% 7/27/26 26,531 25,138
Discover Bank 4.682% 8/9/28 10,633 10,296
Discover Financial Services 3.950% 11/6/24 11,465 11,345
Discover Financial Services 3.750% 3/4/25 12,814 12,492
Discover Financial Services 4.500% 1/30/26 26,345 25,935
Discover Financial Services 4.100% 2/9/27 21,638 20,836
Eaton Vance Corp. 3.500% 4/6/27 4,922 4,711
Fifth Third Bancorp 4.300% 1/16/24 19,053 19,074
Fifth Third Bancorp 3.650% 1/25/24 59,672 59,302
Fifth Third Bancorp 2.375% 1/28/25 14,563 13,922
Fifth Third Bancorp 2.550% 5/5/27 20,074 18,485
Fifth Third Bancorp 1.707% 11/1/27 1,660 1,488
Fifth Third Bancorp 4.055% 4/25/28 3,575 3,485
Fifth Third Bank NA 3.950% 7/28/25 6,107 6,088
Fifth Third Bank NA 3.850% 3/15/26 16,964 16,502
Fifth Third Bank NA 2.250% 2/1/27 18,253 16,809
First American Financial Corp. 4.600% 11/15/24 6,839 6,834
First Horizon Corp. 4.000% 5/26/25 12,976 12,696
First-Citizens Bank &Trust Co. 2.969% 9/27/25 10,724 10,239
Franklin BSP Lending Corp. 3.250% 3/30/26 7,763 6,848
Franklin Resources Inc. 2.850% 3/30/25 10,418 10,085
FS KKR Capital Corp. 4.625% 7/15/24 14,417 14,286
FS KKR Capital Corp. 4.125% 2/1/25 11,845 11,452
FS KKR Capital Corp. 3.400% 1/15/26 26,517 24,125
FS KKR Capital Corp. 2.625% 1/15/27 9,164 7,768
GATX Corp. 4.350% 2/15/24 9,182 9,175
GATX Corp. 3.250% 3/30/25 7,066 6,822
GATX Corp. 3.250% 9/15/26 9,910 9,362
GATX Corp. 3.850% 3/30/27 5,266 4,997
GE Capital Funding LLC 3.450% 5/15/25 27,303 26,485
Global Payments Inc. 1.500% 11/15/24 15,482 14,480
Global Payments Inc. 2.650% 2/15/25 15,446 14,709
Global Payments Inc. 1.200% 3/1/26 25,804 22,766
Global Payments Inc. 4.800% 4/1/26 17,558 17,420
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Global Payments Inc. 2.150% 1/15/27 20,182 17,900
Global Payments Inc. 4.950% 8/15/27 5,000 4,957
Goldman Sachs BDC Inc. 3.750% 2/10/25 8,537 8,350
Goldman Sachs BDC Inc. 2.875% 1/15/26 12,075 11,205
Goldman Sachs Group Inc. 1.217% 12/6/23 12,655 12,231
Goldman Sachs Group Inc. 3.625% 2/20/24 50,064 49,737
Goldman Sachs Group Inc. 4.000% 3/3/24 67,480 67,444
Goldman Sachs Group Inc. 3.000% 3/15/24 37,710 37,089
Goldman Sachs Group Inc. 3.850% 7/8/24 36,933 36,796
Goldman Sachs Group Inc. 0.657% 9/10/24 59,038 56,571
Goldman Sachs Group Inc. 0.925% 10/21/24 47,776 45,761
Goldman Sachs Group Inc. 3.500% 1/23/25 71,758 70,357
Goldman Sachs Group Inc. 1.757% 1/24/25 49,707 47,748
Goldman Sachs Group Inc. 3.500% 4/1/25 96,791 94,650
Goldman Sachs Group Inc. 3.750% 5/22/25 43,423 42,668
Goldman Sachs Group Inc. 3.272% 9/29/25 46,565 45,359
Goldman Sachs Group Inc. 4.250% 10/21/25 63,647 62,920
Goldman Sachs Group Inc. 0.855% 2/12/26 16,415 14,929
Goldman Sachs Group Inc. 3.750% 2/25/26 49,371 48,357
Goldman Sachs Group Inc. 3.500% 11/16/26 70,638 67,843
Goldman Sachs Group Inc. 1.093% 12/9/26 73,150 64,859
Goldman Sachs Group Inc. 5.950% 1/15/27 22411 23,360
Goldman Sachs Group Inc. 3.850% 1/26/27 80,287 77,811
Goldman Sachs Group Inc. 1.431% 3/9/27 72,360 64,364
Goldman Sachs Group Inc. 4.387% 6/15/27 19,155 18,805
Goldman Sachs Group Inc. 1.542% 9/10/27 51,874 45,524
Goldman Sachs Group Inc. 1.948% 10/21/27 75,991 67,419
Goldman Sachs Group Inc. 2.640% 2/24/28 88,090 79,911
Goldman Sachs Group Inc. 3.615% 3/15/28 58,031 54,892
Goldman Sachs Group Inc. 3.691% 6/5/28 39,212 37,044
Goldman Sachs Group Inc. 4.482% 8/23/28 40,000 39,082
Golub Capital BDC Inc. 3.375% 4/15/24 14,241 13,869
Golub Capital BDC Inc. 2.500% 8/24/26 14,052 12,213
Golub Capital BDC Inc. 2.050% 2/15/27 6,537 5,442
Hanover Insurance Group Inc. 4.500% 4/15/26 8,571 8,492
Hercules Capital Inc. 2.625% 9/16/26 885 744
HSBC Holdings plc 4.250% 3/14/24 55,134 54,936
HSBC Holdings plc 1.162% 11/22/24 18,658 17,818
HSBC Holdings plc 3.803% 3/11/25 64,460 63,228
HSBC Holdings plc 0.976% 5/24/25 53,575 49,987
HSBC Holdings plc 4.250% 8/18/25 25,626 25,179
HSBC Holdings plc 2.633% 11/7/25 42,727 40,551
HSBC Holdings plc 4.180% 12/9/25 23,225 22,769
HSBC Holdings plc 4.300% 3/8/26 63,257 62,515
HSBC Holdings plc 2.999% 3/10/26 46,282 43,853
HSBC Holdings plc 1.645% 4/18/26 52,611 47,959
HSBC Holdings plc 3.900% 5/25/26 52,255 50,805
HSBC Holdings plc 2.099% 6/4/26 62,300 57,227
HSBC Holdings plc 4.292% 9/12/26 67,410 65,496
HSBC Holdings plc 4.375% 11/23/26 44,394 43,444
HSBC Holdings plc 1.589% 5/24/27 39,550 34,460
HSBC Holdings plc 2.251% 11/22/27 56,389 49,692
HSBC Holdings plc 4.041% 3/13/28 63,256 59,494
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HSBC Holdings plc 4.755% 6/9/28 50,690 48,832
HSBC Holdings plc 5.210% 8/11/28 45,020 43,943
HSBC USA Inc. 3.750% 5/24/24 6,629 6,585
HSBC USA Inc. 3.500% 6/23/24 26,206 25,837
Huntington Bancshares Inc. 2.625% 8/6/24 19,865 19,296
Huntington Bancshares Inc. 4.000% 5/15/25 7,364 7,296
Huntington Bancshares Inc. 4.443% 8/4/28 15,000 14,692
Huntington National Bank 3.550% 10/6/23 13,564 13,511
Huntington National Bank 4.008% 5/16/25 10,174 10,104
Huntington National Bank 4.552% 5/17/28 14,670 14,573
ING Groep NV 4.100% 10/2/23 32,354 32,346
ING Groep NV 3.550% 4/9/24 22,269 22,018
ING Groep NV 3.869% 3/28/26 22,790 22,216
ING Groep NV 3.950% 3/29/27 45,446 43,618
ING Groep NV 1.726% 4/1/27 25,552 22,669
ING Groep NV 4.017% 3/28/28 23,400 22,191
Intercontinental Exchange Inc. 3.650% 5/23/25 31,034 30,700
Intercontinental Exchange Inc. 3.750% 12/1/25 28,475 28,202
Intesa Sanpaolo SpA 5.250% 1/12/24 13,520 13,532
Invesco Finance plc 4.000% 1/30/24 10,985 10,929
Invesco Finance plc 3.750% 1/15/26 10,748 10,493
Jackson Financial Inc. 1.125% 11/22/23 15,848 15,221
Janus Henderson US Holdings Inc. 4.875% 8/1/25 6,716 6,735
Jefferies Financial Group Inc. 5.500% 10/18/23 17,048 17,151
Jefferies Group LLC 4.850% 1/15/27 12,668 12,572
Jefferies Group LLC 6.450% 6/8/27 6,560 6,907
JPMorgan Chase & Co. 3.875% 2/1/24 22,450 22,533
JPMorgan Chase & Co. 3.625% 5/13/24 46,310 46,195
JPMorgan Chase & Co. 3.875% 9/10/24 62,852 62,593
JPMorgan Chase & Co. 0.653% 9/16/24 40,890 39,308
JPMorgan Chase & Co. 4.023% 12/5/24 80,786 80,366
JPMorgan Chase & Co. 3.125% 1/23/25 51,839 51,039
JPMorgan Chase & Co. 0.563% 2/16/25 17,424 16,464
JPMorgan Chase & Co. 3.220% 3/1/25 49,855 48,897
JPMorgan Chase & Co. 0.824% 6/1/25 45,230 42,359
JPMorgan Chase & Co. 3.845% 6/14/25 2,830 2,800
JPMorgan Chase & Co. 0.969% 6/23/25 56,800 53,208
JPMorgan Chase & Co. 3.900% 7/15/25 54,380 54,140
JPMorgan Chase & Co. 7.750% 7/15/25 1,759 1,921
JPMorgan Chase & Co. 0.768% 8/9/25 14,887 13,865
JPMorgan Chase & Co. 2.301% 10/15/25 43,047 41,084
JPMorgan Chase & Co. 1.561% 12/10/25 56,916 53,095
JPMorgan Chase & Co. 2.595% 2/24/26 27,490 26,109
JPMorgan Chase & Co. 2.005% 3/13/26 74,595 69,749
JPMorgan Chase & Co. 3.300% 4/1/26 70,882 68,557
JPMorgan Chase & Co. 2.083% 4/22/26 101,198 94,693
JPMorgan Chase & Co. 4.080% 4/26/26 30,975 30,570
JPMorgan Chase & Co. 3.200% 6/15/26 28,267 27,205
JPMorgan Chase & Co. 2.950% 10/1/26 76,093 72,335
JPMorgan Chase & Co. 7.625% 10/15/26 16,328 18,324
JPMorgan Chase & Co. 1.045% 11/19/26 59,807 53,170
JPMorgan Chase & Co. 4.125% 12/15/26 51,945 51,350
JPMorgan Chase & Co. 3.960% 1/29/27 25,341 24,657

31



R

7—Ry WHH (TKRLY) J—R

JPMorgan Chase & Co. 1.040% 2/4/27 71,870 63,276
JPMorgan Chase & Co. 1.578% 4/22/27 108,387 96,839
JPMorgan Chase & Co. 8.000% 4/29/27 24,136 27,746
JPMorgan Chase & Co. 1.470% 9/22/27 60,700 53,212

! JPMorgan Chase & Co. 3.782% 2/1/28 76,035 72,963
JPMorgan Chase & Co. 2.947% 2/24/28 27,468 25,413
JPMorgan Chase & Co. 4.323% 4/26/28 35,232 34,427

! JPMorgan Chase & Co. 3.540% 5/1/28 76,949 72,503
! JPMorgan Chase & Co. 2.182% 6/1/28 1,555 1,380
JPMorgan Chase & Co. 4.851% 7/25/28 116,195 116,067
Kemper Corp. 4.350% 2/15/25 9,448 9,368

' KeyBank NA 3.300% 6/1/25 12,037 11,726
! KeyBank NA 4.150% 8/8/25 22,805 22,631
! KeyBank NA 3.400% 5/20/26 23,205 22,167
I KeyCorp 3.878% 5/23/25 15,615 15,481
I KeyCorp 4.150% 10/29/25 10,942 10,833
I KeyCorp 2.250% 4/6/27 18,194 16,368
Lazard Group LLC 3.750% 2/13/25 9,884 9,726
Lazard Group LLC 3.625% 3/1/27 11,920 11,264
Legg Mason Inc. 4.750% 3/15/26 10,388 10,503
Lincoln National Corp. 4.000% 9/1/23 5,765 5,766
Lincoln National Corp. 3.350% 3/9/25 4,067 3,987
Lincoln National Corp. 3.625% 12/12/26 11,111 10,761
Lloyds Bank plc 3.500% 5/14/25 2,584 2,506
Lloyds Banking Group plc 3.900% 3/12/24 32,804 32,648
Lloyds Banking Group plc 4.500% 11/4/24 31,859 31,687
Lloyds Banking Group plc 4.450% 5/8/25 22,798 22,613

' Lloyds Banking Group plc 3.870% 7/9/25 58,682 57,549
Lloyds Banking Group plc 4.582% 12/10/25 36,762 36,012

' Lloyds Banking Group plc 2.438% 2/5/26 31,641 29,775
Lloyds Banking Group plc 3.511% 3/18/26 10,798 10,404
Lloyds Banking Group plc 4.650% 3/24/26 22,207 21,710
Lloyds Banking Group plc 4.716% 8/11/26 27,784 27,417
Lloyds Banking Group plc 3.750% 1/11/27 31,111 29,678
Lloyds Banking Group plc 1.627% 5/11/27 7,979 7,058
Lloyds Banking Group plc 3.750% 3/18/28 20,505 19,352
Loews Corp. 3.750% 4/1/26 11,120 10,957
M&T Bank Corp. 4.000% 7/15/24 9,891 9,846
M&T Bank Corp. 4.553% 8/16/28 11,300 11,301
Main Street Capital Corp. 5.200% 5/1/24 10,710 10,746
Main Street Capital Corp. 3.000% 7/14/26 11,814 10,301

I Manufacturers &Traders Trust Co. 2.900% 2/6/25 11,385 11,049
I Manufacturers &Traders Trust Co. 3.400% 8/17/27 14,650 13,764
Manulife Financial Corp. 4.150% 3/4/26 26,730 26,492
Manulife Financial Corp. 2.484% 5/19/27 13,475 12,378

! Manulife Financial Corp. 4.061% 2/24/32 11,167 10,347
Marsh & McLennan Cos. Inc. 3.875% 3/15/24 20,029 20,004
Marsh & McLennan Cos. Inc. 3.500% 6/3/24 15,629 15,523
Marsh & McLennan Cos. Inc. 3.500% 3/10/25 16,892 16,636
Marsh & McLennan Cos. Inc. 3.750% 3/14/26 19,388 19,210
Mastercard Inc. 3.375% 4/1/24 29,261 29,166
Mastercard Inc. 2.000% 3/3/25 16,876 16,188
Mastercard Inc. 2.950% 11/21/26 20,974 20,276
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Mastercard Inc. 3.300% 3/26/27 37,037 36,249
Mercury General Corp. 4.400% 3/15/27 9,125 8,754

I MetLife Inc. 4.368% 9/15/23 25,403 25,536
MetLife Inc. 3.600% 4/10/24 16,548 16,554
MetLife Inc. 3.000% 3/1/25 18,191 17,816
MetLife Inc. 3.600% 11/13/25 8,874 8,776
Mitsubishi UFJ Financial Group Inc. 2.527% 9/13/23 7,775 7,662
Mitsubishi UFJ Financial Group Inc. 3.407% 3/7/24 47,143 46,681
Mitsubishi UFJ Financial Group Inc. 2.801% 7/18/24 30,212 29,383

' Mitsubishi UFJ Financial Group Inc. 0.848% 9/15/24 36,240 34,952
Mitsubishi UFJ Financial Group Inc. 2.193% 2/25/25 74,006 70,120
Mitsubishi UFJ Financial Group Inc. 3.777% 3/2/25 2,333 2,304
Mitsubishi UFJ Financial Group Inc. 1.412% 7/17/25 36,292 33,296
Mitsubishi UFJ Financial Group Inc. 4.788% 7/18/25 18,640 18,702
Mitsubishi UFJ Financial Group Inc. 0.953% 7/19/25 52,919 49,362
Mitsubishi UFJ Financial Group Inc. 0.962% 10/11/25 21,456 19,845
Mitsubishi UFJ Financial Group Inc. 3.850% 3/1/26 35,203 34,376
Mitsubishi UFJ Financial Group Inc. 3.837% 4/17/26 680 665
Mitsubishi UFJ Financial Group Inc. 2.757% 9/13/26 1,265 1,179
Mitsubishi UFJ Financial Group Inc. 3.677% 2/22/27 29,459 28,391
Mitsubishi UFJ Financial Group Inc. 1.538% 7/20/27 87,610 77,344
Mitsubishi UFJ Financial Group Inc. 3.287% 7/25/27 22,206 20,919
Mitsubishi UFJ Financial Group Inc. 1.640% 10/13/27 19,695 17,325
Mitsubishi UFJ Financial Group Inc. 2.341% 1/19/28 37,080 33,333
Mitsubishi UFJ Financial Group Inc. 4.080% 4/19/28 1,761 1,701
Mitsubishi UFJ Financial Group Inc. 5.017% 7/20/28 42,290 42,495

' Mizuho Financial Group Inc. 0.849% 9/8/24 21,675 20,858
' Mizuho Financial Group Inc. 3.922% 9/11/24 27,235 27,030
' Mizuho Financial Group Inc. 2.839% 7/16/25 20,288 19,519
' Mizuho Financial Group Inc. 2.555% 9/13/25 16,066 15,324
Mizuho Financial Group Inc. 2.651% 5/22/26 12,021 11,298

' Mizuho Financial Group Inc. 2.226% 5/25/26 18,704 17,356
Mizuho Financial Group Inc. 2.839% 9/13/26 18,903 17,495
Mizuho Financial Group Inc. 3.663% 2/28/27 15,888 15,143
Mizuho Financial Group Inc. 1.234% 5/22/27 32,535 28,375
Mizuho Financial Group Inc. 1.554% 7/9/27 6,964 6,109

! Morgan Stanley 3.875% 4/29/24 76,777 76,636
! Morgan Stanley 3.700% 10/23/24 56,497 56,145
! Morgan Stanley 0.791% 1/22/25 5,110 4,845
Morgan Stanley 3.620% 4/17/25 28,618 28,220
Morgan Stanley 0.790% 5/30/25 89,929 84,095

! Morgan Stanley 2.720% 7/22/25 53,435 51,672
' Morgan Stanley 4.000% 7/23/25 71,726 71,341
! Morgan Stanley 0.864% 10/21/25 35,351 32,681
! Morgan Stanley 1.164% 10/21/25 43,417 40,337
Morgan Stanley 5.000% 11/24/25 56,335 57,226

! Morgan Stanley 3.875% 1/27/26 80,708 79,622
Morgan Stanley 2.630% 2/18/26 24,988 23,788

' Morgan Stanley 2.188% 4/28/26 66,756 62,692
Morgan Stanley 4.679% 7/17/26 25,680 25,705

! Morgan Stanley 3.125% 7/27/26 92,131 87,778
! Morgan Stanley 6.250% 8/9/26 17,430 18,526
! Morgan Stanley 4.350% 9/8/26 63,912 63,179
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Morgan Stanley 0.985% 12/10/26 67,922 60,157
Morgan Stanley 3.625% 1/20/27 73,856 71,733
Morgan Stanley 3.950% 4/23/27 52,635 51,016
Morgan Stanley 1.593% 5/4/27 84,167 75,064
Morgan Stanley 1.512% 7/20/27 67,859 60,127
Morgan Stanley 2.475% 1/21/28 40,300 36,631
Morgan Stanley 4.210% 4/20/28 62,105 60,462
Morgan Stanley 3.591% 7/22/28 33,740 31,871
Morgan Stanley Direct Lending Fund 4.500% 2/11/27 1,150 1,058
Morgan Stanley Domestic Holdings Inc. 3.800% 8/24/27 10,330 9,957
Nasdaq Inc. 3.850% 6/30/26 10,695 10,532
National Australia Bank Ltd. 3.375% 1/14/26 19,477 18,965
National Australia Bank Ltd. 2.500% 7/12/26 25,350 23,822
National Australia Bank Ltd. 3.905% 6/9/27 10,245 10,092
National Bank of Canada 0.550% 11/15/24 21,654 20,653
National Bank of Canada 3.750% 6/9/25 16,525 16,280
NatWest Group plc 4.269% 3/22/25 50,730 50,124
NatWest Group plc 4.800% 4/5/26 38,673 38,458
NatWest Group plc 1.642% 6/14/27 24,515 21,428
NatWest Group plc 3.073% 5/22/28 12,189 11,019
NatWest Group plc 3.754% 11/1/29 24,702 23,462
NewYork Community Bancorp Inc. 5.900% 11/6/28 5,009 4,990
Nomura Holdings Inc. 2.648% 1/16/25 37,346 35,555
Nomura Holdings Inc. 5.099% 7/3/25 13,730 13,831
Nomura Holdings Inc. 1.851% 7/16/25 39,052 35,943
Nomura Holdings Inc. 1.653% 7/14/26 15,180 13,384
Nomura Holdings Inc. 2.329% 1/22/27 36,420 32,467
Nomura Holdings Inc. 5.386% 7/6/27 11,895 11,971
Northern Trust Corp. 3.950% 10/30/25 17,738 17,668
Northern Trust Corp. 4.000% 5/10/27 14,045 13,997
Northern Trust Corp. 3.375% 5/8/32 12,810 11,939
Oaktree Specialty Lending Corp. 3.500% 2/25/25 10,906 10,503
Oaktree Specialty Lending Corp. 2.700% 1/15/27 3,402 3,010
Old Republic International Corp. 4.875% 10/1/24 5,073 5,112
Old Republic International Corp. 3.875% 8/26/26 15,550 15,012
ORIX Corp. 4.050% 1/16/24 2,455 2,449
ORIX Corp. 3.250% 12/4/24 18,377 17,978
ORIX Corp. 3.700% 7/18/27 1,000 963
Owl Rock Capital Corp. 5.250% 4/15/24 11,458 11,453
Owl Rock Capital Corp. 4.000% 3/30/25 6,329 6,141
Owl Rock Capital Corp. 3.750% 7/22/25 16,485 15,487
Owl Rock Capital Corp. 4.250% 1/15/26 14,563 13,723
Owl Rock Capital Corp. 3.400% 7/15/26 24,738 22,139
Owl Rock Capital Corp. 2.625% 1/15/27 10,467 8,851
OWL Rock Core Income Corp. 5.500% 3/21/25 7,575 7,257
OWL Rock Core Income Corp. 4.700% 2/8/27 8,835 8,023
Owl Rock Technology Finance Corp. 2.500% 1/15/27 7,962 6,708
PayPal Holdings Inc. 2.400% 10/1/24 36,976 35,991
PayPal Holdings Inc. 1.650% 6/1/25 13,965 13,155
PayPal Holdings Inc. 2.650% 10/1/26 35,570 33,760
PNC Bank NA 2.500% 8/27/24 17,072 16,600
PNC Bank NA 3.300% 10/30/24 14,234 14,005
PNC Bank NA 2.950% 2/23/25 12,299 11,967
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I PNC Bank NA 3.875% 4/10/25 14,008 13,839
I PNC Bank NA 3.250% 6/1/25 13,064 12,786
I PNC Bank NA 4.200% 11/1/25 14,011 13,909
PNC Financial Services Group Inc. 3.500% 1/23/24 35,711 35,595
PNC Financial Services Group Inc. 3.900% 4/29/24 16,601 16,603
PNC Financial Services Group Inc. 2.200% 11/1/24 15,453 14,939
PNC Financial Services Group Inc. 2.600% 7/23/26 26,598 25,158
PNC Financial Services Group Inc. 1.150% 8/13/26 17,140 15,365
PNC Financial Services Group Inc. 3.150% 5/19/27 10,963 10,496
Principal Financial Group Inc. 3.400% 5/15/25 8,574 8,392
Principal Financial Group Inc. 3.100% 11/15/26 7,426 6,988
Progressive Corp. 2.450% 1/15/27 19,220 18,129
Progressive Corp. 2.500% 3/15/27 8,081 7,602
Prospect Capital Corp. 3.706% 1/22/26 7,205 6,481
Prospect Capital Corp. 3.364% 11/15/26 9,271 7,962

! Prudential Financial Inc. 1.500% 3/10/26 18,528 16,976
I Prudential Financial Inc. 5.200% 3/15/44 10,552 10,248
I Prudential Financial Inc. 5.375% 5/15/45 18,850 18,531
Regions Financial Corp. 2.250% 5/18/25 16,752 15,955

' Reinsurance Group of America Inc. 4.700% 9/15/23 1,348 1,355
Reinsurance Group of America Inc. 3.950% 9/15/26 11,075 10,881
RenaissanceRe Finance Inc. 3.700% 4/1/25 7,775 7,606
RenaissanceRe Finance Inc. 3.450% 7/1/27 7,096 6,701

' Royal Bank of Canada 3.700% 10/5/23 46,276 46,271
' Royal Bank of Canada 0.500% 10/26/23 28,961 27,928
! Royal Bank of Canada 0.425% 1/19/24 23,080 22,033
' Royal Bank of Canada 2.550% 7/16/24 30,613 29,785
Royal Bank of Canada 0.650% 7/29/24 13,252 12,443

' Royal Bank of Canada 0.750% 10/7/24 18,347 17,113
' Royal Bank of Canada 2.250% 11/1/24 49,555 47,672
' Royal Bank of Canada 1.600% 1/21/25 8,975 8,473
Royal Bank of Canada 3.375% 4/14/25 24,295 23,863

' Royal Bank of Canada 1.150% 6/10/25 42,272 38,968
' Royal Bank of Canada 0.875% 1/20/26 33,676 30,174
' Royal Bank of Canada 4.650% 1/27/26 38,480 38,711
Royal Bank of Canada 1.200% 4/27/26 44,671 40,158

! Royal Bank of Canada 1.150% 7/14/26 16,807 14,983
' Royal Bank of Canada 1.400% 11/2/26 17,619 15,676
' Royal Bank of Canada 2.050% 1/21/27 9,190 8,384
Royal Bank of Canada 3.625% 5/4/27 20,598 19,875

' Royal Bank of Canada 4.240% 8/3/27 51,425 50,706
Santander Holdings USA Inc. 3.500% 6/7/24 35,824 35,174
Santander Holdings USA Inc. 3.450% 6/2/25 12,991 12,423
Santander Holdings USA Inc. 4.260% 6/9/25 6,260 6,130
Santander Holdings USA Inc. 4.500% 7/17/25 27,232 26,963
Santander Holdings USA Inc. 3.244% 10/5/26 40,832 38,004
Santander Holdings USA Inc. 4.400% 7/13/27 26,254 25,281
Santander Holdings USA Inc. 2.490% 1/6/28 10,375 9,021

' Santander UK Group Holdings plc 4.796% 11/15/24 29,372 29,221
Santander UK Group Holdings plc 1.089% 3/15/25 23,930 22,397

' Santander UK Group Holdings plc 1.532% 8/21/26 15,550 13,896
Santander UK Group Holdings plc 1.673% 6/14/27 28,255 24,496
Santander UK Group Holdings plc 2.469% 1/11/28 16,410 14,380
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Santander UK plc 4.000% 3/13/24 29,977 29,947
Santander UK plc 2.875% 6/18/24 16,411 16,001
Signature Bank 4.000% 10/15/30 8,030 7,587
Sixth Street Specialty Lending Inc. 3.875% 11/1/24 7,390 7,149
Sixth Street Specialty Lending Inc. 2.500% 8/1/26 8,622 7,534
Standard Chartered plc 2.819% 1/30/26 1,650 1,554
State Street Corp. 3.700% 11/20/23 29,695 29,735
State Street Corp. 3.776% 12/3/24 26,062 25,998
State Street Corp. 3.300% 12/16/24 29,765 29,508
State Street Corp. 3.550% 8/18/25 32,491 32,206
State Street Corp. 2.354% 11/1/25 24,524 23,678
State Street Corp. 2.901% 3/30/26 17,804 17,119
State Street Corp. 2.650% 5/19/26 19,870 19,120
State Street Corp. 2.203% 2/7/28 14,150 12,968
Stifel Financial Corp. 4.250% 7/18/24 7,318 7,291
Sumitomo Mitsui Banking Corp. 3.950% 1/10/24 7,452 7,429
Sumitomo Mitsui Banking Corp. 3.400% 7/11/24 9,460 9,293
Sumitomo Mitsui Banking Corp. 3.650% 7/23/25 4,017 3,913
Sumitomo Mitsui Financial Group Inc. 3.936% 10/16/23 13,740 13,735
Sumitomo Mitsui Financial Group Inc. 0.508% 1/12/24 16,763 15,969
Sumitomo Mitsui Financial Group Inc. 2.696% 7/16/24 60,379 58,566
Sumitomo Mitsui Financial Group Inc. 2.448% 9/27/24 25,863 24,795
Sumitomo Mitsui Financial Group Inc. 2.348% 1/15/25 32,237 30,701
Sumitomo Mitsui Financial Group Inc. 1.474% 7/8/25 70,450 64,832
Sumitomo Mitsui Financial Group Inc. 0.948% 1/12/26 31,226 27,786
Sumitomo Mitsui Financial Group Inc. 3.784% 3/9/26 31,423 30,671
Sumitomo Mitsui Financial Group Inc. 2.632% 7/14/26 41,000 38,178
Sumitomo Mitsui Financial Group Inc. 1.402% 9/17/26 53,667 47,351
Sumitomo Mitsui Financial Group Inc. 3.010% 10/19/26 35,120 33,057
Sumitomo Mitsui Financial Group Inc. 3.446% 1/11/27 37,273 35,510
Sumitomo Mitsui Financial Group Inc. 2.174% 1/14/27 21,890 19,767
Sumitomo Mitsui Financial Group Inc. 3.364% 7/12/27 15,047 14,202
SVB Financial Group 3.500% 1/29/25 4,921 4,783
SVB Financial Group 1.800% 10/28/26 19,505 17,307
SVB Financial Group 4.345% 4/29/28 9,645 9,314
Svenska Handelsbanken AB 3.900% 11/20/23 43,108 43,149
Swiss Re America Holding Corp. 7.000% 2/15/26 7,165 7,756
Synchrony Bank 5.400% 8/22/25 10,000 9,984
Synchrony Bank 5.625% 8/23/27 8,000 7,938
Synchrony Financial 4.375% 3/19/24 22,258 22,173
Synchrony Financial 4.250% 8/15/24 24,219 23,936
Synchrony Financial 4.500% 7/23/25 20,423 19,968
Synchrony Financial 3.700% 8/4/26 18,038 16,898
Toronto-Dominion Bank 0.450% 9/11/23 16,783 16,209
Toronto-Dominion Bank 0.550% 3/4/24 15,213 14,465
Toronto-Dominion Bank 2.350% 3/8/24 7,571 7,392
Toronto-Dominion Bank 3.250% 3/11/24 47,499 46,975
Toronto-Dominion Bank 2.650% 6/12/24 38,324 37,423
Toronto-Dominion Bank 1.250% 12/13/24 16,265 15,282
Toronto-Dominion Bank 1.450% 1/10/25 16,660 15,742
Toronto-Dominion Bank 3.766% 6/6/25 37,450 37,005
Toronto-Dominion Bank 1.150% 6/12/25 33,248 30,658
Toronto-Dominion Bank 0.750% 9/11/25 25,024 22,602
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I Toronto-Dominion Bank 0.750% 1/6/26 12,101 10,810
1" Toronto-Dominion Bank 1.200% 6/3/26 23,015 20,582
I Toronto-Dominion Bank 1.250% 9/10/26 37,242 33,075
I Toronto-Dominion Bank 1.950% 1/12/27 14,875 13,477
I Toronto-Dominion Bank 2.800% 3/10/27 30,920 28,998
Toronto-Dominion Bank 4.108% 6/8/27 43,015 42,577

I Toronto-Dominion Bank 3.625% 9/15/31 44,830 42,589
Trinity Acquisition plc 4.400% 3/15/26 8,284 8,159

I Truist Bank 3.200% 4/1/24 38,606 38,208
I Truist Bank 2.150% 12/6/24 46,303 44,418
I Truist Bank 1.500% 3/10/25 26,850 25,174
I Truist Bank 3.625% 9/16/25 29,890 29,259
1" Truist Bank 4.050% 11/3/25 8,371 8,357
I Truist Bank 3.300% 5/15/26 13,429 12,914
I Truist Bank 3.800% 10/30/26 17,366 16,953
I Truist Bank 2.636% 9/17/29 7,137 6,761
' Truist Financial Corp. 3.750% 12/6/23 28,312 28,354
' Truist Financial Corp. 2.500% 8/1/24 30,246 29,452
' Truist Financial Corp. 2.850% 10/26/24 14,501 14,249
Truist Financial Corp. 4.000% 5/1/25 28,798 28,721

' Truist Financial Corp. 3.700% 6/5/25 22,733 22,487
' Truist Financial Corp. 1.200% 8/5/25 7,142 6,562
' Truist Financial Corp. 4.260% 7/28/26 7,905 7,896
' Truist Financial Corp. 1.267% 3/2/27 39,740 35,742
' Truist Financial Corp. 1.125% 8/3/27 12,526 10,754
' Truist Financial Corp. 4.123% 6/6/28 20,000 19,637
Unum Group 4.000% 3/15/24 8,550 8,610

! US Bancorp 3.700% 1/30/24 24,793 24,812
US Bancorp 3.375% 2/5/24 48,513 48,280

US Bancorp 2.400% 7/30/24 33,766 32,952

' US Bancorp 3.600% 9/11/24 18,903 18,819
US Bancorp 1.450% 5/12/25 14,168 13,283

' US Bancorp 3.950% 11/17/25 15,814 15,830
I US Bancorp 3.100% 4/27/26 26,513 25,518
! US Bancorp 2.375% 7/22/26 32,580 30,705
I US Bancorp 3.150% 4/27/27 17,109 16,473
I US Bancorp 2.215% 1/27/28 8,345 7,627
US Bancorp 4.548% 7/22/28 39,800 39,932

I US Bank NA 2.050% 1/21/25 22,928 21,966
1" US Bank NA 2.800% 1/27/25 39,073 38,087
Valley National Bancorp 3.000% 6/15/31 985 880
Visa Inc. 3.150% 12/14/25 92,379 90,423
Visa Inc. 1.900% 4/15/27 31,700 29,260
Visa Inc. 0.750% 8/15/27 16,389 14,208
Voya Financial Inc. 3.650% 6/15/26 20,183 19,526
Wachovia Corp. 7.574% 8/1/26 1,283 1,398

' Wells Fargo & Co. 3.450% 2/13/23 1 1
Wells Fargo & Co. 4.480% 1/16/24 17,584 17,667

' Wells Fargo & Co. 3.750% 1/24/24 73,776 73,590
' Wells Fargo & Co. 3.300% 9/9/24 52,051 51,435
' Wells Fargo & Co. 3.000% 2/19/25 66,448 64,676
' Wells Fargo & Co. 0.805% 5/19/25 9,505 8,917
' Wells Fargo & Co. 3.550% 9/29/25 68,286 67,070
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' Wells Fargo & Co. 2.406% 10/30/25 67,966 64,919
' Wells Fargo & Co. 2.164% 2/11/26 70,225 65,992
Wells Fargo & Co. 3.000% 4/22/26 82,879 78,827
' Wells Fargo & Co. 3.908% 4/25/26 47,743 46,765
' Wells Fargo & Co. 2.188% 4/30/26 80,392 75,236
' Wells Fargo & Co. 4.100% 6/3/26 18,681 18,343
' Wells Fargo & Co. 4.540% 8/15/26 33,800 33,565
Wells Fargo & Co. 3.000% 10/23/26 101,032 95,326
' Wells Fargo & Co. 3.196% 6/17/27 83,224 78,379
' Wells Fargo & Co. 4.300% 7/22/27 77,244 75,880
' Wells Fargo & Co. 3.526% 3/24/28 90,765 85,713
' Wells Fargo & Co. 3.584% 5/22/28 68,092 64,217
' Wells Fargo & Co. 2.393% 6/2/28 45,433 40,641
' Wells Fargo & Co. 4.808% 7/25/28 65,244 64,899
Western Alliance Bancorp 3.000% 6/15/31 12,730 11,255
Western Union Co. 2.850% 1/10/25 18,609 17,863
Western Union Co. 1.350% 3/15/26 12,493 11,063
Westpac Banking Corp. 3.300% 2/26/24 33,391 33,247
Westpac Banking Corp. 1.019% 11/18/24 530 500
Westpac Banking Corp. 2.350% 2/19/25 31,580 30,372
Westpac Banking Corp. 2.850% 5/13/26 33,449 31,944
Westpac Banking Corp. 1.150% 6/3/26 27,549 24,708
Westpac Banking Corp. 2.700% 8/19/26 24,191 22,882
Westpac Banking Corp. 3.350% 3/8/27 18,281 17,640
! Westpac Banking Corp. 2.894% 2/4/30 33,540 31,536
' Westpac Banking Corp. 4.322% 11/23/31 51,928 49,408
Willis North America Inc. 3.600% 5/15/24 27,175 26,812
Willis North America Inc. 4.650% 6/15/27 10,225 10,034
22,188,042

~IVRTT (8.0%)
Abbott Laboratories 3.400% 11/30/23 24,419 24,359
Abbott Laboratories 2.950% 3/15/25 18,561 18,254
Abbott Laboratories 3.875% 9/15/25 7,197 7,230
3 Abbott Laboratories 3.750% 11/30/26 50,282 50,407
AbbVie Inc. 3.750% 11/14/23 25,063 25,021
AbbVie Inc. 3.850% 6/15/24 27,713 27,577
AbbVie Inc. 2.600% 11/21/24 82,667 79,898
AbbVie Inc. 3.800% 3/15/25 72,588 71,620
AbbVie Inc. 3.600% 5/14/25 89,118 87,569
AbbVie Inc. 3.200% 5/14/26 49,992 47,832
AbbVie Inc. 2.950% 11/21/26 93,920 88,665
Aetna Inc. 3.500% 11/15/24 27,449 27,077
Agilent Technologies Inc. 3.050% 9/22/26 7,450 7,079
AmerisourceBergen Corp. 3.400% 5/15/24 21,781 21,473
AmerisourceBergen Corp. 3.250% 3/1/25 13,773 13,445
Amgen Inc. 3.625% 5/22/24 32,990 32,854
Amgen Inc. 1.900% 2/21/25 21,720 20,684
Amgen Inc. 3.125% 5/1/25 18,000 17,639
Amgen Inc. 2.600% 8/19/26 27,777 26,301
Amgen Inc. 2.200% 2/21/27 43913 40,375
AstraZeneca Finance LLC 0.700% 5/28/24 35,005 33,182
AstraZeneca Finance LLC 1.200% 5/28/26 54,001 48,753
AstraZeneca plc 3.375% 11/16/25 49,684 48,792
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AstraZeneca plc 0.700% 4/8/26 14,624 13,022
AstraZeneca plc 3.125% 6/12/27 11,100 10,710
Baxalta Inc. 4.000% 6/23/25 12,010 11,921
Baxter International Inc. 0.868% 12/1/23 19,583 18,835
Baxter International Inc. 1.322% 11/29/24 32,479 30,561
Baxter International Inc. 2.600% 8/15/26 17,447 16,297
Baxter International Inc. 1.915% 2/1/27 42,070 37,809
Becton Dickinson & Co. 3.363% 6/6/24 36,291 35,879
Becton Dickinson & Co. 3.734% 12/15/24 13,092 12,925
Becton Dickinson & Co. 3.700% 6/6/27 30,000 29,104
Biogen Inc. 4.050% 9/15/25 33,121 32,968
Bio-Rad Laboratories Inc. 3.300% 3/15/27 9,400 8,875
Boston Scientific Corp. 3.450% 3/1/24 9,541 9,468
Boston Scientific Corp. 1.900% 6/1/25 26,006 24,500
Bristol-Myers Squibb Co. 3.250% 11/1/23 11,824 11,786
Bristol-Myers Squibb Co. 0.537% 11/13/23 16,570 16,016
Bristol-Myers Squibb Co. 3.625% 5/15/24 850 848
Bristol-Myers Squibb Co. 2.900% 7/26/24 60,930 60,055
Bristol-Myers Squibb Co. 0.750% 11/13/25 18,309 16,659
Bristol-Myers Squibb Co. 3.200% 6/15/26 41,742 40,820
Bristol-Myers Squibb Co. 3.250% 2/27/27 18,302 17,965
Bristol-Myers Squibb Co. 3.450% 11/15/27 12,000 11,726
Cardinal Health Inc. 3.079% 6/15/24 17,584 17,293
Cardinal Health Inc. 3.500% 11/15/24 1,173 1,158
Cardinal Health Inc. 3.750% 9/15/25 10,235 10,146
Cardinal Health Inc. 3.410% 6/15/27 24915 24,001
Cigna Corp. 0.613% 3/15/24 3,475 3,307
Cigna Corp. 3.500% 6/15/24 19,780 19,584
Cigna Corp. 3.250% 4/15/25 19,790 19,309
Cigna Corp. 4.125% 11/15/25 71,016 70,540
Cigna Corp. 4.500% 2/25/26 26,662 26,771
Cigna Corp. 1.250% 3/15/26 8,664 7,800
Cigna Corp. 3.400% 3/1/27 30,187 28,864
CommonSpirit Health 2.760% 10/1/24 12,872 12,470
CommonSpirit Health 1.547% 10/1/25 16,750 15,259
CVS Health Corp. 3.375% 8/12/24 21,436 21,231
CVS Health Corp. 2.625% 8/15/24 14,527 14,188
CVS Health Corp. 4.100% 3/25/25 12,701 12,722
CVS Health Corp. 3.875% 7/20/25 63,076 62,627
CVS Health Corp. 2.875% 6/1/26 39,410 37,637
CVS Health Corp. 3.000% 8/15/26 17,039 16,333
CVS Health Corp. 3.625% 4/1/27 31,916 31,053
CVS Health Corp. 1.300% 8/21/27 50,000 43,300
Danaher Corp. 3.350% 9/15/25 8,730 8,586
DH Europe Finance II Sarl 2.200% 11/15/24 8,451 8,115
Elevance Health Inc. 3.500% 8/15/24 26,727 26,432
Elevance Health Inc. 3.350% 12/1/24 22,493 22,124
Elevance Health Inc. 2.375% 1/15/25 37,396 35915
Elevance Health Inc. 1.500% 3/15/26 22,572 20,594
Eli Lilly & Co. 2.750% 6/1/25 9,143 8,960
Gilead Sciences Inc. 2.500% 9/1/23 29,698 29,319
Gilead Sciences Inc. 0.750% 9/29/23 15,820 15,304
Gilead Sciences Inc. 3.700% 4/1/24 53,690 53,563
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Gilead Sciences Inc. 3.500% 2/1/25 40,255 39,712
Gilead Sciences Inc. 3.650% 3/1/26 51,853 50,925
Gilead Sciences Inc. 2.950% 3/1/27 29,659 28,108
GlaxoSmithKline Capital Inc. 2.800% 3/18/23 86 86
GlaxoSmithKline Capital Inc. 3.625% 5/15/25 20,060 19,964
GlaxoSmithKline Capital plc 0.534% 10/1/23 26,523 25,673
GlaxoSmithKline Capital plc 3.000% 6/1/24 23,186 22,945
HCA Inc. 5.000% 3/15/24 39,249 39,465
HCA Inc. 5.375% 2/1/25 60,824 61,356
HCA Inc. 5.250% 4/15/25 43,982 44,373
HCA Inc. 5.875% 2/15/26 30,190 30,805
HCA Inc. 5.250% 6/15/26 37,525 37,643
HCA Inc. 5.375% 9/1/26 22,595 22,743
HCA Inc. 4.500% 2/15/27 20,431 19,968
HCA Inc. 3.125% 3/15/27 23,074 21,199
Humana Inc. 3.850% 10/1/24 15,912 15,829
Humana Inc. 4.500% 4/1/25 16,322 16,429
Humana Inc. 1.350% 2/3/27 6,333 5,534
Humana Inc. 3.950% 3/15/27 15,545 15,122
Johnson & Johnson 3.375% 12/5/23 18,065 18,035
Johnson & Johnson 2.625% 1/15/25 10,324 10,116
Johnson & Johnson 0.550% 9/1/25 18,258 16,722
Johnson & Johnson 2.450% 3/1/26 50,660 48,697
Johnson & Johnson 2.950% 3/3/27 12,045 11,712
Kaiser Foundation Hospitals 3.150% 5/1/27 12,047 11,600
Laboratory Corp. of America Holdings 4.000% 11/1/23 1,072 1,070
Laboratory Corp. of America Holdings 3.250% 9/1/24 8,020 7,879
Laboratory Corp. of America Holdings 2.300% 12/1/24 12,224 11,728
Laboratory Corp. of America Holdings 3.600% 2/1/25 16,683 16,435
Laboratory Corp. of America Holdings 1.550% 6/1/26 20,598 18,555
McKesson Corp. 3.796% 3/15/24 27,984 27,942
McKesson Corp. 0.900% 12/3/25 16,886 15,186
McKesson Corp. 1.300% 8/15/26 5,205 4,637
Merck & Co. Inc. 2.900% 3/7/24 17,220 17,048
Merck & Co. Inc. 2.750% 2/10/25 35,378 34,607
Merck & Co. Inc. 0.750% 2/24/26 33,649 30,438
Merck & Co. Inc. 1.700% 6/10/27 48,965 44,480
Mylan Inc. 4.200% 11/29/23 16,061 16,048
Novartis Capital Corp. 3.400% 5/6/24 40,650 40,448
Novartis Capital Corp. 1.750% 2/14/25 37,067 35,503
Novartis Capital Corp. 3.000% 11/20/25 30,092 29,495
Novartis Capital Corp. 2.000% 2/14/27 42,606 39,592
Novartis Capital Corp. 3.100% 5/17/27 15,336 14,900
PeaceHealth Obligated Group 1.375% 11/15/25 7,545 6,842
PerkinElmer Inc. 0.550% 9/15/23 8,350 8,011
PerkinElmer Inc. 0.850% 9/15/24 13,350 12,444
Pfizer Inc. 3.200% 9/15/23 18,136 18,059
Pfizer Inc. 2.950% 3/15/24 16,769 16,604
Pfizer Inc. 3.400% 5/15/24 22,849 22,766
Pfizer Inc. 0.800% 5/28/25 15,171 14,044
Pfizer Inc. 2.750% 6/3/26 25,708 24,927
Pfizer Inc. 3.000% 12/15/26 32,990 32,096
Providence St. Joseph Health Obligated Group 2.746% 10/1/26 6,633 6,268
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Quest Diagnostics Inc. 4.250% 4/1/24 9,636 9,644
Quest Diagnostics Inc. 3.500% 3/30/25 17,015 16,729
Quest Diagnostics Inc. 3.450% 6/1/26 15,210 14,827
Royalty Pharma plc 0.750% 9/2/23 20,436 19,704
Royalty Pharma plc 1.200% 9/2/25 24,627 22,388
Sanofi 3.375% 6/19/23 9,912 9,896
Shire Acquisitions Investments Ireland DAC 2.875% 9/23/23 27,429 27,077
Shire Acquisitions Investments Ireland DAC 3.200% 9/23/26 72,596 69,374
SSM Health Care Corp. 3.688% 6/1/23 8,483 8,471
SSM Health Care Corp. 3.823% 6/1/27 12,077 11,856
Stryker Corp. 0.600% 12/1/23 7,889 7,577
Stryker Corp. 3.375% 5/15/24 20,586 20,390
Stryker Corp. 1.150% 6/15/25 5,602 5,172
Stryker Corp. 3.375% 11/1/25 23,709 23,106
Stryker Corp. 3.500% 3/15/26 20,599 20,120
Sutter Health 1.321% 8/15/25 6,431 5,908
Takeda Pharmaceutical Co. Ltd. 4.400% 11/26/23 53,369 53,470
Thermo Fisher Scientific Inc. 0.797% 10/18/23 24,290 23,509
Thermo Fisher Scientific Inc. 1.215% 10/18/24 39,875 37,727
UnitedHealth Group Inc. 3.500% 2/15/24 26,922 26,860
UnitedHealth Group Inc. 2.375% 8/15/24 17,683 17,255
UnitedHealth Group Inc. 3.750% 7/15/25 49,454 49,324
UnitedHealth Group Inc. 3.700% 12/15/25 6,354 6,320
UnitedHealth Group Inc. 1.250% 1/15/26 7,924 7,262
UnitedHealth Group Inc. 3.100% 3/15/26 23,638 23,102
UnitedHealth Group Inc. 1.150% 5/15/26 23,868 21,679
UnitedHealth Group Inc. 3.450% 1/15/27 22,474 22,064
UnitedHealth Group Inc. 3.375% 4/15/27 9,990 9,769
UnitedHealth Group Inc. 3.700% 5/15/27 14,058 13,875
Universal Health Services Inc. 1.650% 9/1/26 16,004 13,795
UPMC 3.600% 4/3/25 7,980 7,876
Utah Acquisition Sub Inc. 3.950% 6/15/26 45,995 43,232
Viatris Inc. 1.650% 6/22/25 15,251 13,915
Viatris Inc. 2.300% 6/22/27 10,000 8,595
Wyeth LLC 6.450% 2/1/24 19,515 20,230
Zimmer Biomet Holdings Inc. 1.450% 11/22/24 15,257 14,336
Zimmer Biomet Holdings Inc. 3.550% 4/1/25 1,550 1,515
Zimmer Biomet Holdings Inc. 3.050% 1/15/26 25,425 24,333
Zoetis Inc. 4.500% 11/13/25 18,114 18,332

4,032,767

AR —E 2(6.1%)

3M Co. 3.250% 2/14/24 28,254 28,067
3M Co. 2.000% 2/14/25 18,829 17,941
3M Co. 2.650% 4/15/25 1,435 1,391
3M Co. 3.000% 8/7/25 8,338 8,128
3M Co. 2.250% 9/19/26 6,841 6,378
Allegion US Holding Co. Inc. 3.200% 10/1/24 8,971 8,720
Amphenol Corp. 3.200% 4/1/24 7,997 7,917
Amphenol Corp. 2.050% 3/1/25 9,317 8,861
BNSF Funding Trust I 6.613% 12/15/55 8,661 8,526
Boeing Co. 1.950% 2/1/24 26,669 25,799
Boeing Co. 1.433% 2/4/24 37,475 35,932
Boeing Co. 2.800% 3/1/24 15,088 14,740
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Boeing Co. 2.850% 10/30/24 8,202 7,925
Boeing Co. 4.875% 5/1/25 90,312 90,627
Boeing Co. 2.600% 10/30/25 9,031 8,476
Boeing Co. 2.750% 2/1/26 40,791 38,225
Boeing Co. 2.196% 2/4/26 122,541 112,168
Boeing Co. 3.100% 5/1/26 23,222 21,948
Boeing Co. 2.250% 6/15/26 11,845 10,777
Boeing Co. 2.700% 2/1/27 19,010 17,240
Boeing Co. 2.800% 3/1/27 10,633 9,662
Boeing Co. 5.040% 5/1/27 41,638 41,512
Burlington Northern Santa Fe LLC 3.850% 9/1/23 24,549 24,595
Burlington Northern Santa Fe LLC 3.750% 4/1/24 21,157 21,142
Burlington Northern Santa Fe LLC 3.400% 9/1/24 20,367 20,275
Burlington Northern Santa Fe LLC 3.000% 4/1/25 8,634 8,479
Burlington Northern Santa Fe LLC 3.650% 9/1/25 12,617 12,548
Burlington Northern Santa Fe LLC 7.000% 12/15/25 7,875 8,588
Burlington Northern Santa Fe LLC 3.250% 6/15/27 11,050 10,788
Canadian National Railway Co. 2.950% 11/21/24 5,582 5,470
Canadian National Railway Co. 2.750% 3/1/26 14,228 13,626
Canadian Pacific Railway Co. 1.350% 12/2/24 31,942 30,027
Canadian Pacific Railway Co. 2.900% 2/1/25 18,038 17,518
Canadian Pacific Railway Co. 1.750% 12/2/26 28,806 26,114
Carrier Global Corp. 2.242% 2/15/25 34,730 33,023
Carrier Global Corp. 2.493% 2/15/27 28,441 26,167
' Caterpillar Financial Services Corp. 0.450% 9/14/23 25,614 24,796
' Caterpillar Financial Services Corp. 3.750% 11/24/23 16,041 16,068
' Caterpillar Financial Services Corp. 3.650% 12/7/23 18,467 18,483
' Caterpillar Financial Services Corp. 0.950% 1/10/24 25,509 24,634
' Caterpillar Financial Services Corp. 2.850% 5/17/24 14,715 14,514
' Caterpillar Financial Services Corp. 3.300% 6/9/24 13,239 13,150
' Caterpillar Financial Services Corp. 0.600% 9/13/24 13,099 12,312
' Caterpillar Financial Services Corp. 2.150% 11/8/24 17,322 16,742
' Caterpillar Financial Services Corp. 3.250% 12/1/24 14,904 14,751
' Caterpillar Financial Services Corp. 1.450% 5/15/25 21,171 19,917
' Caterpillar Financial Services Corp. 3.650% 8/12/25 13,750 13,662
' Caterpillar Financial Services Corp. 0.800% 11/13/25 18,238 16,520
Caterpillar Financial Services Corp. 0.900% 3/2/26 23,001 20,867
Caterpillar Financial Services Corp. 2.400% 8/9/26 16,385 15,495
' Caterpillar Financial Services Corp. 1.150% 9/14/26 38,495 34,494
' Caterpillar Financial Services Corp. 1.700% 1/8/27 9,535 8,725
' Caterpillar Financial Services Corp. 3.600% 8/12/27 14,000 13,741
Caterpillar Inc. 3.400% 5/15/24 19,418 19,357
CNH Industrial Capital LLC 4.200% 1/15/24 15,456 15,409
CNH Industrial Capital LLC 1.875% 1/15/26 15,042 13,666
CNH Industrial Capital LLC 1.450% 7/15/26 10,276 9,118

' Continental Airlines Pass-Through Trust Class A
Series 2012-2 4.000% 10/29/24 5,336 5,078
Crane Holdings Co. 4.450% 12/15/23 5,141 5,159
CSX Corp. 3.400% 8/1/24 16,640 16,473
CSX Corp. 3.350% 11/1/25 9,713 9,499
CSX Corp. 2.600% 11/1/26 15,810 14,958
CSX Corp. 3.250% 6/1/27 19,476 18,755
Cummins Inc. 3.650% 10/1/23 5,358 5,357
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Cummins Inc. 0.750% 9/1/25 14,105 12,930
Deere & Co. 2.750% 4/15/25 21,275 20,705

! Delta Air Lines Pass-Through Trust Class AA
Series 2019-1 3.204% 4/25/24 6,816 6,566
Dover Corp. 3.150% 11/15/25 8,762 8,478
Emerson Electric Co. 3.150% 6/1/25 8,666 8,525
Emerson Electric Co. 0.875% 10/15/26 20,628 18,381
FedEx Corp. 3.250% 4/1/26 16,900 16,458
Fortive Corp. 3.150% 6/15/26 20,578 19,690
General Dynamics Corp. 3.250% 4/1/25 14,943 14,720
General Dynamics Corp. 3.500% 5/15/25 12,002 11,930
General Dynamics Corp. 2.125% 8/15/26 21,397 20,079
General Dynamics Corp. 3.500% 4/1/27 23,287 22,785
' General Electric Co. 3.150% 9/7/22 2 2
Honeywell International Inc. 3.350% 12/1/23 7,180 7,162
Honeywell International Inc. 2.300% 8/15/24 19,103 18,635
Honeywell International Inc. 1.350% 6/1/25 25,602 24,032
Honeywell International Inc. 2.500% 11/1/26 36,071 34,242
Honeywell International Inc. 1.100% 3/1/27 7,940 7,085
Huntington Ingalls Industries Inc. 3.844% 5/1/25 13,416 13,127
Illinois ToolWorks Inc. 3.500% 3/1/24 22,641 22,582
llinois ToolWorks Inc. 2.650% 11/15/26 21,458 20,589
JB Hunt Transport Services Inc. 3.875% 3/1/26 21,867 21,470
! John Deere Capital Corp. 3.450% 6/7/23 9,523 9,515
' John Deere Capital Corp. 0.400% 10/10/23 10,005 9,663
John Deere Capital Corp. 3.650% 10/12/23 11,157 11,162
' John Deere Capital Corp. 0.900% 1/10/24 11,845 11,430
' John Deere Capital Corp. 3.450% 1/10/24 10,967 10,934
' John Deere Capital Corp. 0.450% 1/17/24 12,071 11,555
' John Deere Capital Corp. 2.600% 3/7/24 16,113 15,859
' John Deere Capital Corp. 0.450% 6/7/24 13,357 12,653
' John Deere Capital Corp. 3.350% 6/12/24 14,640 14,561
' John Deere Capital Corp. 2.650% 6/24/24 19,132 18,818
' John Deere Capital Corp. 0.625% 9/10/24 7,297 6,870
' John Deere Capital Corp. 2.050% 1/9/25 13,604 13,079
! John Deere Capital Corp. 1.250% 1/10/25 6,617 6,254
' John Deere Capital Corp. 3.450% 3/13/25 12,166 12,102
John Deere Capital Corp. 3.400% 6/6/25 11,536 11,428
! John Deere Capital Corp. 3.400% 9/11/25 12,600 12,438
' John Deere Capital Corp. 0.700% 1/15/26 19,951 18,034
' John Deere Capital Corp. 2.650% 6/10/26 14,533 13,940
I John Deere Capital Corp. 1.050% 6/17/26 16,190 14,687
' John Deere Capital Corp. 2.250% 9/14/26 13,108 12,409
' John Deere Capital Corp. 1.300% 10/13/26 8,681 7,840
' John Deere Capital Corp. 1.700% 1/11/27 3,561 3,257
! John Deere Capital Corp. 2.350% 3/8/27 14,015 13,121
! John Deere Capital Corp. 1.750% 3/9/27 20,434 18,651
' Johnson Controls International plc 3.625% 7/2/24 4,402 4,356
! Johnson Controls International plc 3.900% 2/14/26 13,989 13,817
Keysight Technologies Inc. 4.550% 10/30/24 13,401 13,473
Keysight Technologies Inc. 4.600% 4/6/27 16,180 16,234
L3Harris Technologies Inc. 3.950% 5/28/24 10,510 10,436
L3Harris Technologies Inc. 3.832% 4/27/25 15,832 15,546
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L3Harris Technologies Inc. 3.850% 12/15/26 4,360 4,240
Lennox International Inc. 3.000% 11/15/23 5,851 5,760
Lennox International Inc. 1.350% 8/1/25 9,059 8,228
Lockheed Martin Corp. 3.550% 1/15/26 26,526 26,320

2 Mileage Plus Holdings LLC 6.500% 6/20/27 5,000 5,015
Norfolk Southern Corp. 3.850% 1/15/24 7,983 7,982
Norfolk Southern Corp. 3.650% 8/1/25 5,126 5,063
Norfolk Southern Corp. 2.900% 6/15/26 18,169 17,351
Norfolk Southern Corp. 7.800% 5/15/27 4,542 5,180
Norfolk Southern Corp. 3.150% 6/1/27 6,500 6,188
Northrop Grumman Corp. 2.930% 1/15/25 29,838 29,070
Northrop Grumman Corp. 3.200% 2/1/27 19,606 18,832
OtisWorldwide Corp. 2.056% 4/5/25 39,245 37,080
OtisWorldwide Corp. 2.293% 4/5/27 13,614 12,416
PACCAR Financial Corp. 3.400% 8/9/23 9,281 9,262

! PACCAR Financial Corp. 0.350% 8/11/23 5,143 4,987
! PACCAR Financial Corp. 0.350% 2/2/24 8,229 7,845
I PACCAR Financial Corp. 3.150% 6/13/24 12,144 12,028
I PACCAR Financial Corp. 2.150% 8/15/24 9,467 9,169
I PACCAR Financial Corp. 0.900% 11/8/24 8,091 7,595
I PACCAR Financial Corp. 1.800% 2/6/25 14,436 13,759
Parker-Hannifin Corp. 2.700% 6/14/24 16,952 16,518
Parker-Hannifin Corp. 3.650% 6/15/24 30,507 30,230

' Parker-Hannifin Corp. 3.300% 11/21/24 9,418 9,261
Parker-Hannifin Corp. 3.250% 3/1/27 3,336 3,198
Parker-Hannifin Corp. 4.250% 9/15/27 13,000 12,851
Precision Castparts Corp. 3.250% 6/15/25 27,957 27,595
Raytheon Technologies Corp. 3.700% 12/15/23 9,856 9,851
Raytheon Technologies Corp. 3.200% 3/15/24 31,914 31,618
Raytheon Technologies Corp. 3.950% 8/16/25 44,800 44,796
Raytheon Technologies Corp. 3.500% 3/15/27 27,157 26,346
Raytheon Technologies Corp. 3.125% 5/4/27 20,686 19,751
Republic Services Inc. 2.500% 8/15/24 28,234 27,386
Republic Services Inc. 3.200% 3/15/25 16,668 16,290
Republic Services Inc. 0.875% 11/15/25 9,565 8,602
Republic Services Inc. 2.900% 7/1/26 6,716 6,388
Rockwell Automation Inc. 2.875% 3/1/25 6,297 6,131

' Ryder System Inc. 3.750% 6/9/23 9,884 9,858
' Ryder System Inc. 3.875% 12/1/23 2,887 2,875
' Ryder System Inc. 3.650% 3/18/24 23,917 23,702
! Ryder System Inc. 2.500% 9/1/24 3,276 3,167
I Ryder System Inc. 4.625% 6/1/25 7,321 7,312
! Ryder System Inc. 3.350% 9/1/25 12,801 12,336
I Ryder System Inc. 1.750% 9/1/26 7,212 6,483
I Ryder System Inc. 2.900% 12/1/26 11,405 10,576
' Ryder System Inc. 2.850% 3/1/27 5,835 5,388
Southwest Airlines Co. 5.250% 5/4/25 42,516 43,620
Southwest Airlines Co. 3.000% 11/15/26 3,500 3,298
Southwest Airlines Co. 5.125% 6/15/27 39,438 40,245
Teledyne Technologies Inc. 0.650% 4/1/23 11,647 11,385
Teledyne Technologies Inc. 0.950% 4/1/24 19,336 18,257
Teledyne Technologies Inc. 1.600% 4/1/26 17,029 15,278
Textron Inc. 4.300% 3/1/24 8,654 8,655
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Textron Inc. 3.875% 3/1/25 6,517 6,429
Textron Inc. 4.000% 3/15/26 12,097 11,846
Textron Inc. 3.650% 3/15/27 4,753 4,531
Timken Co. 3.875% 9/1/24 3,590 3,542
Trane Technologies Global Holding Co. Ltd. 4.250% 6/15/23 14,764 14,802
Trane Technologies Luxembourg Finance SA 3.550% 11/1/24 6,266 6,180
Trane Technologies Luxembourg Finance SA 3.500% 3/21/26 11,873 11,440
Trimble Inc. 4.750% 12/1/24 8,802 8,838
Tyco Electronics Group SA 3.450% 8/1/24 9,966 9,881
Tyco Electronics Group SA 3.700% 2/15/26 8,325 8,207
Tyco Electronics Group SA 3.125% 8/15/27 16,440 15,614
Union Pacific Corp. 3.646% 2/15/24 13,874 13,827
Union Pacific Corp. 3.150% 3/1/24 19,322 19,146
Union Pacific Corp. 3.750% 3/15/24 12,590 12,589
Union Pacific Corp. 3.250% 1/15/25 6,381 6,300
Union Pacific Corp. 3.750% 7/15/25 6,939 6,922
Union Pacific Corp. 3.250% 8/15/25 9,779 9,620
Union Pacific Corp. 2.750% 3/1/26 17,358 16,666

' United Airlines Pass-Through Trust Class A Series
2012-1 4.150% 4/11/24 6,465 6,210

' United Airlines Pass-Through Trust Class A Series
2013-1 4.300% 8/15/25 8,088 7,630

' United Airlines Pass-Through Trust Class A Series
2014-1 4.000% 4/11/26 9,826 9,108

! United Airlines Pass-Through Trust Class A Series
2014-2 3.750% 9/3/26 8,280 7,670

' United Airlines Pass-Through Trust Class B Series
2020-1 4.875% 1/15/26 16,079 15,189
United Parcel Service Inc. 2.200% 9/1/24 10,682 10,359
United Parcel Service Inc. 2.800% 11/15/24 16,994 16,675
United Parcel Service Inc. 3.900% 4/1/25 14,793 14,820
United Parcel Service Inc. 2.400% 11/15/26 7,247 6,882
Vontier Corp. 1.800% 4/1/26 12,315 10,773
Waste Management Inc. 0.750% 11/15/25 10,933 9,880
Westinghouse Air Brake Technologies Corp. 4.400% 3/15/24 14,027 13,953
Westinghouse Air Brake Technologies Corp. 3.200% 6/15/25 14,332 13,671
Westinghouse Air Brake Technologies Corp. 3.450% 11/15/26 17,408 16,341
WW Grainger Inc. 1.850% 2/15/25 11,179 10,623
Xylem Inc. 3.250% 11/1/26 11,140 10,648
3,074,744

##(1.9%)

Air Products and Chemicals Inc. 3.350% 7/31/24 8,308 8,262
Air Products and Chemicals Inc. 1.500% 10/15/25 15,087 14,051
Air Products and Chemicals Inc. 1.850% 5/15/27 15,001 13,671
Albemarle Corp. 4.650% 6/1/27 8,500 8,442
Amcor Finance USA Inc. 3.625% 4/28/26 1,321 1,259
Amcor Flexibles North America Inc. 4.000% 5/17/25 11,432 11,212
ArcelorMittal SA 4.550% 3/11/26 15,241 14,955
Berry Global Inc. 0.950% 2/15/24 19,496 18,473
Berry Global Inc. 1.570% 1/15/26 39,978 35,654
Berry Global Inc. 1.650% 1/15/27 5,045 4,344
BHP Billiton Finance USA Ltd. 3.850% 9/30/23 9,840 9,846
BHP Billiton Finance USA Ltd. 6.420% 3/1/26 8,464 9,052
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Carlisle Cos. Inc. 3.500% 12/1/24 10,616 10,440
Celanese US Holdings LLC 3.500% 5/8/24 13,276 12,927
Celanese US Holdings LLC 5.900% 7/5/24 35,730 36,018
Celanese US Holdings LLC 6.050% 3/15/25 37,800 37,904
Celanese US Holdings LLC 1.400% 8/5/26 11,189 9,408
Celanese US Holdings LLC 6.165% 7/15/27 44,840 44,908
Celulosa Arauco y Constitucion SA 4.500% 8/1/24 9,050 9,058
Dow Chemical Co. 4.550% 11/30/25 427 431
DuPont de Nemours Inc. 4.205% 11/15/23 49,784 49,906
DuPont de Nemours Inc. 4.493% 11/15/25 42,740 43,085
Eastman Chemical Co. 3.800% 3/15/25 16,405 16,152
Ecolab Inc. 0.900% 12/15/23 5,834 5,644
Ecolab Inc. 2.700% 11/1/26 19,130 18,388
Ecolab Inc. 1.650% 2/1/27 10,126 9,222
EI du Pont de Nemours & Co. 1.700% 7/15/25 11,378 10,695
Fibria Overseas Finance Ltd. 4.000% 1/14/25 7,945 7,881
Fibria Overseas Finance Ltd. 5.500% 1/17/27 15,658 15,818
FMC Corp. 4.100% 2/1/24 4,693 4,674
FMC Corp. 3.200% 10/1/26 14,370 13,612
Freeport-McMoRan Inc. 4.550% 11/14/24 2,851 2,870
Freeport-McMoRan Inc. 5.000% 9/1/27 3,800 3,839
Freeport-McMoRan Inc. 4.125% 3/1/28 450 421
Georgia-Pacific LLC 8.000% 1/15/24 13,429 14,127
Georgia-Pacific LLC 0.625% 5/15/24 3,075 2,894
Georgia-Pacific LLC 2.100% 4/30/27 4,400 4,009
Kinross Gold Corp. 5.950% 3/15/24 10,428 10,604
Kinross Gold Corp. 4.500% 7/15/27 11,300 10,944
Linde Inc. 2.650% 2/5/25 8,382 8,157
Linde Inc. 3.200% 1/30/26 15,410 15,108
LYB International Finance III LLC 1.250% 10/1/25 19,895 17,990
LyondellBasell Industries NV 5.750% 4/15/24 10,137 10,346
Martin Marietta Materials Inc. 4.250% 7/2/24 10,091 10,066
Martin Marietta Materials Inc. 3.450% 6/1/27 10,023 9,524
Mosaic Co. 4.250% 11/15/23 25,946 25,978
Nucor Corp. 3.950% 5/23/25 6,120 6,075
Nucor Corp. 2.000% 6/1/25 18,828 17,728
Nucor Corp. 4.300% 5/23/27 6,290 6,256
Nutrien Ltd. 3.000% 4/1/25 10,106 9,805
Nutrien Ltd. 4.000% 12/15/26 15,281 15,026
Packaging Corp. of America 3.650% 9/15/24 4,264 4,229
PPG Industries Inc. 2.400% 8/15/24 6,256 6,068
PPG Industries Inc. 1.200% 3/15/26 20,658 18,506
Reliance Steel & Aluminum Co. 1.300% 8/15/25 5,850 5,339
RPM International Inc. 3.750% 3/15/27 16,033 15,275
Sherwin-Williams Co. 3.125% 6/1/24 25,069 24,692
Sherwin-Williams Co. 4.050% 8/8/24 3,505 3,501
Sherwin-Williams Co. 3.450% 8/1/25 9,374 9,173
Sherwin-Williams Co. 4.250% 8/8/25 3,305 3,302
Sherwin-Williams Co. 3.450% 6/1/27 24,055 23,025
Southern Copper Corp. 3.875% 4/23/25 8,474 8,299
Steel Dynamics Inc. 2.800% 12/15/24 11,191 10,820
Steel Dynamics Inc. 2.400% 6/15/25 17,500 16,568
Vale Overseas Ltd. 6.250% 8/10/26 33,439 35,060
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Vulcan Materials Co. 4.500% 4/1/25 7,256 7,273
Vulcan Materials Co. 3.900% 4/1/27 8,987 8,816
Westlake Corp. 0.875% 8/15/24 90 85
Westlake Corp. 3.600% 8/15/26 21,245 20,535
WRKCo Inc. 3.000% 9/15/24 11,264 10,965
WRKCo Inc. 3.750% 3/15/25 22,758 22,372
WRKCo Inc. 4.650% 3/15/26 18,045 18,155
979,217

ENPE (3.6%)
Alexandria Real Estate Equities Inc. 3.450% 4/30/25 24,233 23,812
Alexandria Real Estate Equities Inc. 4.300% 1/15/26 4,933 4,897
Alexandria Real Estate Equities Inc. 3.800% 4/15/26 6,766 6,615
Alexandria Real Estate Equities Inc. 3.950% 1/15/27 7,074 6,910
American Tower Corp. 3.000% 6/15/23 18,766 18,600
American Tower Corp. 0.600% 1/15/24 6,153 5,853
American Tower Corp. 5.000% 2/15/24 27,290 27,570
American Tower Corp. 3.375% 5/15/24 16,986 16,777
American Tower Corp. 2.950% 1/15/25 14,229 13,669
American Tower Corp. 2.400% 3/15/25 16,115 15,277
American Tower Corp. 4.000% 6/1/25 16,469 16,200
American Tower Corp. 1.300% 9/15/25 11,103 10,078
American Tower Corp. 4.400% 2/15/26 11,214 11,117
American Tower Corp. 1.600% 4/15/26 13,225 11,859
American Tower Corp. 1.450% 9/15/26 12,323 10,830
American Tower Corp. 3.375% 10/15/26 22,016 20,802
American Tower Corp. 2.750% 1/15/27 12,383 11,346
American Tower Corp. 3.125% 1/15/27 8,539 7,957
American Tower Corp. 3.650% 3/15/27 4,950 4,707
American Tower Corp. 3.550% 7/15/27 20,760 19,610
' AvalonBay Communities Inc. 4.200% 12/15/23 8,480 8,519
' AvalonBay Communities Inc. 3.500% 11/15/24 9,250 9,129
' AvalonBay Communities Inc. 3.450% 6/1/25 12,454 12,246
' AvalonBay Communities Inc. 3.500% 11/15/25 7,410 7,237
' AvalonBay Communities Inc. 2.950% 5/11/26 15,490 14,720
' AvalonBay Communities Inc. 2.900% 10/15/26 5,017 4,715
' AvalonBay Communities Inc. 3.350% 5/15/27 3,840 3,656
Boston Properties LP 3.125% 9/1/23 19,159 18,971
Boston Properties LP 3.800% 2/1/24 16,945 16,824
Boston Properties LP 3.200% 1/15/25 12,820 12,499
Boston Properties LP 3.650% 2/1/26 24,909 24,206
Boston Properties LP 2.750% 10/1/26 18,309 16,983
Brandywine Operating Partnership LP 4.100% 10/1/24 10,334 10,149
Brixmor Operating Partnership LP 3.650% 6/15/24 15,358 15,003
Brixmor Operating Partnership LP 3.850% 2/1/25 15,110 14,715
Brixmor Operating Partnership LP 4.125% 6/15/26 12,686 12,268
Brixmor Operating Partnership LP 3.900% 3/15/27 3,163 2,988
CBRE Services Inc. 4.875% 3/1/26 13,839 13,927
Corporate Office Properties LP 2.250% 3/15/26 13,393 11,982
Crown Castle Inc. 3.200% 9/1/24 24,838 24,442
Crown Castle Inc. 1.350% 7/15/25 2,674 2,452
Crown Castle Inc. 4.450% 2/15/26 27,369 27,233
Crown Castle Inc. 3.700% 6/15/26 25,226 24,435
Crown Castle Inc. 1.050% 7/15/26 14,292 12,529
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Crown Castle Inc. 4.000% 3/1/27 13,744 13,359
Crown Castle Inc. 2.900% 3/15/27 3,060 2,834
CubeSmart LP 4.000% 11/15/25 7,006 6,820
CubeSmart LP 3.125% 9/1/26 7,598 7,153
Digital Realty Trust LP 3.700% 8/15/27 19,304 18,429
Duke Realty LP 3.250% 6/30/26 7,928 7,584
EPR Properties 4.500% 4/1/25 3,220 3,109
EPR Properties 4.500% 6/1/27 18,142 16,517
Equinix Inc. 2.625% 11/18/24 20,759 20,001
Equinix Inc. 1.250% 7/15/25 5,101 4,669
Equinix Inc. 1.000% 9/15/25 18,663 16,832
Equinix Inc. 1.450% 5/15/26 16,241 14,523
Equinix Inc. 2.900% 11/18/26 17,493 16,332
Equinix Inc. 1.800% 7/15/27 15,650 13,686
ERP Operating LP 3.375% 6/1/25 15,519 15,117
ERP Operating LP 2.850% 11/1/26 9,069 8,612
Essex Portfolio LP 3.875% 5/1/24 7,812 7,748
Essex Portfolio LP 3.500% 4/1/25 16,984 16,642
Essex Portfolio LP 3.375% 4/15/26 5,855 5,622
Essex Portfolio LP 3.625% 5/1/27 7,677 7,349
Federal Realty Investment Trust 3.950% 1/15/24 10,766 10,714
Federal Realty Investment Trust 1.250% 2/15/26 12,117 10,890
Federal Realty Investment Trust 3.250% 7/15/27 5,029 4,739
GLP Capital LP 5.375% 11/1/23 10,258 10,219
GLP Capital LP 3.350% 9/1/24 12,793 12,174
GLP Capital LP 5.250% 6/1/25 18,903 18,646
GLP Capital LP 5.375% 4/15/26 20,066 19,760
Healthcare Realty Holdings LP 3.500% 8/1/26 20,304 19,363
Healthcare Realty Holdings LP 3.750% 7/1/27 9,345 8,946
Healthpeak Properties Inc. 3.400% 2/1/25 8,932 8,731
Healthpeak Properties Inc. 4.000% 6/1/25 4,817 4,761
Healthpeak Properties Inc. 3.250% 7/15/26 14,522 13,942
Healthpeak Properties Inc. 1.350% 2/1/27 3,170 2,782
Highwoods Realty LP 3.875% 3/1/27 11,393 10,849
Host Hotels & Resorts LP 3.875% 4/1/24 6,029 5,948
Host Hotels & Resorts LP 4.000% 6/15/25 12,075 11,729
Host Hotels & Resorts LP 4.500% 2/1/26 9,285 9,078
Kilroy Realty LP 3.450% 12/15/24 9,030 8,825
Kilroy Realty LP 4.375% 10/1/25 12,768 12,582
Kimco Realty Corp. 2.700% 3/1/24 9,687 9,485
Kimco Realty Corp. 3.300% 2/1/25 14,465 14,119
Kimco Realty Corp. 2.800% 10/1/26 7,783 7,301
Kimco Realty Corp. 3.800% 4/1/27 11,240 10,785
Kite Realty Group LP 4.000% 10/1/26 10,032 9,540
Kite Realty Group Trust 4.000% 3/15/25 2,720 2,651
LifeStorage LP 3.500% 7/1/26 14,328 13,773
Mid-America Apartments LP 4.300% 10/15/23 8,139 8,151
Mid-America Apartments LP 3.750% 6/15/24 8,907 8,828
Mid-America Apartments LP 4.000% 11/15/25 11,482 11,264
Mid-America Apartments LP 1.100% 9/15/26 9,884 8,647
Mid-America Apartments LP 3.600% 6/1/27 9,314 8,915
National Retail Properties Inc. 3.900% 6/15/24 11,924 11,823
National Retail Properties Inc. 4.000% 11/15/25 12,072 11,843
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National Retail Properties Inc. 3.600% 12/15/26 5,824 5,542
Office Properties Income Trust 4.250% 5/15/24 7,382 7,027
Office Properties Income Trust 4.500% 2/1/25 15,501 14,536
Office Properties Income Trust 2.650% 6/15/26 5,254 4,230
Office Properties Income Trust 2.400% 2/1/27 12,188 9,250
Omega Healthcare Investors Inc. 4.950% 4/1/24 5,006 5,015
Omega Healthcare Investors Inc. 4.500% 1/15/25 9,954 9,858
Omega Healthcare Investors Inc. 5.250% 1/15/26 14919 14,800
Omega Healthcare Investors Inc. 4.500% 4/1/27 15,502 14,824
Physicians Realty LP 4.300% 3/15/27 5,959 5,785
Piedmont Operating Partnership LP 3.400% 6/1/23 6,202 6,159
Piedmont Operating Partnership LP 4.450% 3/15/24 8,039 8,029
Prologis LP 3.250% 10/1/26 12,871 12,381
Prologis LP 2.125% 4/15/27 9,271 8,540
Public Storage 0.875% 2/15/26 11,531 10,391
Public Storage 1.500% 11/9/26 17,711 16,071
Realty Income Corp. 4.600% 2/6/24 13,292 13,386
Realty Income Corp. 3.875% 7/15/24 6,200 6,175
Realty Income Corp. 3.875% 4/15/25 16,542 16,402
Realty Income Corp. 4.625% 11/1/25 10,972 11,092
Realty Income Corp. 0.750% 3/15/26 2,247 1,977
Realty Income Corp. 4.875% 6/1/26 14,156 14,375
Realty Income Corp. 4.125% 10/15/26 10,257 10,155
Realty Income Corp. 3.000% 1/15/27 9,398 8,853
Realty Income Corp. 3.950% 8/15/27 17,898 17,505
Regency Centers LP 3.600% 2/1/27 10,197 9,758
Sabra Health Care LP 5.125% 8/15/26 12,541 12,153
Simon Property Group LP 3.750% 2/1/24 17,646 17,570
Simon Property Group LP 2.000% 9/13/24 25,953 24,983
Simon Property Group LP 3.375% 10/1/24 17,408 17,206
Simon Property Group LP 3.500% 9/1/25 34,859 34,389
Simon Property Group LP 3.300% 1/15/26 16,255 15,769
Simon Property Group LP 3.250% 11/30/26 19,947 19,160
Simon Property Group LP 1.375% 1/15/27 1,897 1,674
SITE Centers Corp. 3.625% 2/1/25 8,795 8,455
SITE Centers Corp. 4.250% 2/1/26 3,587 3,492
SITE Centers Corp. 4.700% 6/1/27 9,351 9,024
SL Green Realty Corp. 4.500% 12/1/22 6,258 6,258
Spirit Realty LP 4.450% 9/15/26 3,857 3,776
Spirit Realty LP 3.200% 1/15/27 10,233 9,374
Tanger Properties LP 3.125% 9/1/26 7,304 6,783
Tanger Properties LP 3.875% 7/15/27 7,723 7,123
1 UDR Inc. 2.950% 9/1/26 6,703 6,260
Ventas Realty LP 3.500% 4/15/24 10,363 10,219
Ventas Realty LP 3.750% 5/1/24 12,227 12,094
Ventas Realty LP 2.650% 1/15/25 5213 4,990
Ventas Realty LP 3.500% 2/1/25 14,620 14,257
Ventas Realty LP 4.125% 1/15/26 12,680 12,432
Ventas Realty LP 3.250% 10/15/26 8,711 8,223
Ventas Realty LP 3.850% 4/1/27 9,348 8,967
VICI Properties LP 4.375% 5/15/25 11,585 11,335
Vornado Realty LP 3.500% 1/15/25 10,973 10,495
Vornado Realty LP 2.150% 6/1/26 8,265 7,278

49



R

7—Ry WHH (TKRLY) J—aR

Welltower Inc. 4.500% 1/15/24 11,734 11,765
Welltower Inc. 3.625% 3/15/24 27,549 27,310
Welltower Inc. 4.000% 6/1/25 39,567 39,098
Welltower Inc. 4.250% 4/1/26 7,576 7,504
Welltower Inc. 2.700% 2/15/27 10,015 9,293
WP Carey Inc. 4.600% 4/1/24 7,814 7,857
WP Carey Inc. 4.000% 2/1/25 11,899 11,771
WP Carey Inc. 4.250% 10/1/26 8,955 8,743
1,840,251

T80 —(8.5%)

Adobe Inc. 1.900% 2/1/25 15,935 15,275
Adobe Inc. 3.250% 2/1/25 23,590 23,353
Adobe Inc. 2.150% 2/1/27 25,761 24,117
Altera Corp. 4.100% 11/15/23 16,077 16,159
Analog Devices Inc. 2.950% 4/1/25 15,812 15,455
Analog Devices Inc. 3.500% 12/5/26 23,958 23,534
Apple Inc. 3.000% 2/9/24 2,560 2,539
Apple Inc. 3.450% 5/6/24 61,541 61,453
Apple Inc. 2.850% 5/11/24 56,364 55,683
Apple Inc. 1.800% 9/11/24 13,872 13,407
Apple Inc. 2.750% 1/13/25 28,520 27,967
Apple Inc. 2.500% 2/9/25 29,203 28,443
Apple Inc. 1.125% 5/11/25 56,039 52,355
Apple Inc. 3.200% 5/13/25 57,717 56,973
Apple Inc. 0.550% 8/20/25 17,643 16,098
Apple Inc. 0.700% 2/8/26 49,945 45,128
Apple Inc. 3.250% 2/23/26 80,359 79,110
Apple Inc. 2.450% 8/4/26 51,378 48,865
Apple Inc. 2.050% 9/11/26 48,129 45,000
Apple Inc. 3.350% 2/9/27 51,812 50,968
Apple Inc. 3.200% 5/11/27 48,675 47,470
Apple Inc. 3.000% 6/20/27 23,927 23,241
Applied Materials Inc. 3.900% 10/1/25 17,131 17,167
Applied Materials Inc. 3.300% 4/1/27 28,791 28,164
Arrow Electronics Inc. 3.250% 9/8/24 14,075 13,745
Arrow Electronics Inc. 4.000% 4/1/25 5,154 5,058
Autodesk Inc. 4.375% 6/15/25 10,444 10,510
Autodesk Inc. 3.500% 6/15/27 12,096 11,639
Automatic Data Processing Inc. 3.375% 9/15/25 26,576 26,319
Avnet Inc. 4.625% 4/15/26 14,237 14,083
Broadcom Corp. 3.625% 1/15/24 10,190 10,115
Broadcom Corp. 3.875% 1/15/27 67,029 64,449
Broadcom Inc. 2.250% 11/15/23 7,176 7,017
Broadcom Inc. 3.625% 10/15/24 15,590 15,418
Broadcom Inc. 3.150% 11/15/25 24,476 23,584
Broadcom Inc. 3.459% 9/15/26 27,123 26,009
Broadridge Financial Solutions Inc. 3.400% 6/27/26 11,471 11,089
Cadence Design Systems Inc. 4.375% 10/15/24 7,216 7,262
CDW LLC 4.125% 5/1/25 9,135 9,003
CGI Inc. 1.450% 9/14/26 13,943 12,284
Cintas Corp. No. 2 3.700% 4/1/27 24,009 23,671
Cisco Systems Inc. 2.200% 9/20/23 16,019 15,809
Cisco Systems Inc. 3.625% 3/4/24 19,512 19,526
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Cisco Systems Inc. 3.500% 6/15/25 9,066 9,050
Cisco Systems Inc. 2.950% 2/28/26 20,993 20,547
Cisco Systems Inc. 2.500% 9/20/26 36,622 35,159
Citrix Systems Inc. 1.250% 3/1/26 17,225 16,886
Dell International LLC 5.450% 6/15/23 21,721 21,938
Dell International LLC 4.000% 7/15/24 24,770 24,678
Dell International LLC 5.850% 7/15/25 35,200 36,446
Dell International LLC 6.020% 6/15/26 93,974 97,638
Dell International LLC 4.900% 10/1/26 65,378 65,647
Dell International LLC 6.100% 7/15/27 12,641 13,311
DXCTechnology Co. 1.800% 9/15/26 24,650 21,712
Equifax Inc. 2.600% 12/1/24 20,778 20,079
Equifax Inc. 2.600% 12/15/25 15,777 14,777
Fidelity National Information Services Inc. 0.600% 3/1/24 9,362 8,875
Fidelity National Information Services Inc. 4.500% 7/15/25 13,499 13,533
Fidelity National Information Services Inc. 1.150% 3/1/26 41,248 36,580
Fidelity National Information Services Inc. 4.700% 7/15/27 1,503 1,501
Fiserv Inc. 3.800% 10/1/23 36,472 36,403
Fiserv Inc. 2.750% 7/1/24 56,658 55,259
Fiserv Inc. 3.850% 6/1/25 2,068 2,035
Fiserv Inc. 3.200% 7/1/26 47,987 45,671
Fiserv Inc. 2.250% 6/1/27 23,752 21,359
Flex Ltd. 4.750% 6/15/25 13,411 13,314
Flex Ltd. 3.750% 2/1/26 18,942 18,056
Fortinet Inc. 1.000% 3/15/26 12,088 10,677
Genpact Luxembourg Sarl 3.375% 12/1/24 9,571 9,343
GXO Logistics Inc. 1.650% 7/15/26 11,465 9,695
Harman International Industries Inc. 4.150% 5/15/25 7,319 7,257
Hewlett Packard Enterprise Co. 4.450% 10/2/23 24,016 24,116
Hewlett Packard Enterprise Co. 1.450% 4/1/24 21,466 20,619
Hewlett Packard Enterprise Co. 4.900% 10/15/25 56,501 57,381
Hewlett Packard Enterprise Co. 1.750% 4/1/26 22,423 20,555
HP Inc. 2.200% 6/17/25 30,671 28,934
HP Inc. 1.450% 6/17/26 27,232 24,268
HP Inc. 3.000% 6/17/27 25,888 23,970
Hubbell Inc. 3.350% 3/1/26 9,055 8,774
Intel Corp. 2.875% 5/11/24 33,466 33,027
Intel Corp. 3.400% 3/25/25 28,748 28,399
Intel Corp. 3.700% 7/29/25 49,354 49,128
Intel Corp. 2.600% 5/19/26 23,478 22,486
Intel Corp. 3.750% 3/25/27 25,392 25,075
Intel Corp. 3.150% 5/11/27 22,517 21,720
Intel Corp. 3.750% 8/5/27 15,000 14,731
International Business Machines Corp. 3.625% 2/12/24 42,761 42,658
International Business Machines Corp. 3.000% 5/15/24 66,327 65,470
International Business Machines Corp. 7.000% 10/30/25 12,548 13,615
International Business Machines Corp. 3.450% 2/19/26 33,049 32,393
International Business Machines Corp. 3.300% 5/15/26 85,791 83,186
International Business Machines Corp. 3.300% 1/27/27 11,553 11,184
International Business Machines Corp. 1.700% 5/15/27 31,458 28,254
International Business Machines Corp. 4.150% 7127727 8,471 8,419
International Business Machines Corp. 6.220% 8/1/27 6,499 7,083
Intuit Inc. 0.950% 7/15/25 11,872 10,925
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J Paul Getty Trust 0.391% 1/1/24 1,425 1,364
Jabil Inc. 1.700% 4/15/26 12,350 11,028
Juniper Networks Inc. 1.200% 12/10/25 15,608 13,972
KLA Corp. 4.650% 11/1/24 10,290 10,446
Kyndryl Holdings Inc. 2.050% 10/15/26 13,670 11,329
Lam Research Corp. 3.800% 3/15/25 10,653 10,604
Lam Research Corp. 3.750% 3/15/26 16,752 16,693
Legrand France SA 8.500% 2/15/25 9,075 9,994
Leidos Inc. 3.625% 5/15/25 10,740 10,492
Marvell Technology Inc. 1.650% 4/15/26 650 585
Maxim Integrated Products Inc. 3.450% 6/15/27 9,868 9,460
Microchip Technology Inc. 2.670% 9/1/23 4,074 4,015
Microchip Technology Inc. 4.250% 9/1/25 23,885 23,726
Micron Technology Inc. 4.975% 2/6/26 13,210 13,229
Micron Technology Inc. 4.185% 2/15/27 19,784 19,274
Microsoft Corp. 2.875% 2/6/24 53,374 52,840
Microsoft Corp. 2.700% 2/12/25 41,680 40,981
Microsoft Corp. 3.125% 11/3/25 63,387 62,361
Microsoft Corp. 2.400% 8/8/26 90,155 86,143
Microsoft Corp. 3.300% 2/6/27 108,505 106,716
Moody's Corp. 4.875% 2/15/24 17,427 17,611
Moody's Corp. 3.750% 3/24/25 9,513 9,411
Motorola Solutions Inc. 4.000% 9/1/24 1,485 1,473
NetApp Inc. 3.300% 9/29/24 9,854 9,676
NetApp Inc. 1.875% 6/22/25 17,651 16,486
NetApp Inc. 2.375% 6/22/27 13,015 11,951
NVIDIA Corp. 0.309% 6/15/23 19,765 19,249
NVIDIA Corp. 0.584% 6/14/24 14,189 13,452
NVIDIA Corp. 3.200% 9/16/26 25,983 25,577
NXP BV 4.875% 3/1/24 29,588 29,733
NXP BV 2.700% 5/1/25 20,225 19,200
NXP BV 5.350% 3/1/26 10,899 11,089
NXP BV 3.875% 6/18/26 18,321 17,722
NXP BV 3.150% 5/1/27 16,409 15,283
NXP BV 4.400% 6/1/27 5,124 4,971
Oracle Corp. 2.400% 9/15/23 57,878 56,861
Oracle Corp. 3.400% 7/8/24 49,387 48,690
Oracle Corp. 2.950% 11/15/24 48,710 47,353
Oracle Corp. 2.500% 4/1/25 79,538 75,494
Oracle Corp. 2.950% 5/15/25 56,053 53,758
Oracle Corp. 1.650% 3/25/26 60,273 54,368
Oracle Corp. 2.650% 7/15/26 69,755 64,345
Oracle Corp. 2.800% 4/1/27 57,434 52,616
Qorvo Inc. 1.750% 12/15/24 8,620 8,054
QUALCOMM Inc. 2.900% 52024 16,321 16,070
QUALCOMM Inc. 3.450% 5/20/25 32,544 32,182
QUALCOMM Inc. 3.250% 512027 47,820 46,679
Quanta Services Inc. 0.950% 10/1/24 700 653
Roper Technologies Inc. 3.650% 9/15/23 13,570 13,517
Roper Technologies Inc. 2.350% 9/15/24 10,907 10,520
Roper Technologies Inc. 1.000% 9/15/25 20,502 18,552
Roper Technologies Inc. 3.850% 12/15/25 5,565 5,463
Roper Technologies Inc. 3.800% 12/15/26 15,809 15,472
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S&P Global Inc. 2.950% 1/22/27 12,666 12,155

2 S&P Global Inc. 2.450% 3/1/27 12,725 11,873
Skyworks Solutions Inc. 1.800% 6/1/26 28,264 25,179

TD SYNNEX Corp. 1.250% 8/9/24 18,175 16,863
TD SYNNEX Corp. 1.750% 8/9/26 15,243 13,339
Texas Instruments Inc. 2.625% 5/15/24 12,741 12,528
Texas Instruments Inc. 1.375% 3/12/25 25,296 23,849
Texas Instruments Inc. 1.125% 9/15/26 10,750 9,755
TSMC Arizona Corp. 1.750% 10/25/26 28,990 26,192
TSMC Arizona Corp. 3.875% 4/22/27 17,875 17,577
Verisk Analytics Inc. 4.000% 6/15/25 25,418 25,121
VMware Inc. 1.000% 8/15/24 9,775 9,167
VMware Inc. 4.500% 5/15/25 24,455 24,430
VMware Inc. 1.400% 8/15/26 41,997 37,057
VMware Inc. 4.650% 5/15/27 13,007 12,900
VMware Inc. 3.900% 8/21/27 26,801 25,589
Western Digital Corp. 4.750% 2/15/26 54,040 52,059
Workday Inc. 3.500% 4/1/27 31,067 29,665
Xilinx Inc. 2.950% 6/1/24 13,131 12,999
4,295,390

NIEHEFE(5.1%)

AEP Transmission Co. LLC 3.100% 12/1/26 10,618 10,180
AES Corp. 1.375% 1/15/26 18,606 16,527

I Alabama Power Co. 3.550% 12/1/23 7,259 7,220
Alabama Power Co. 3.750% 9/1/27 11,300 11,089
Ameren Corp. 2.500% 9/15/24 14,419 13,902
Ameren Corp. 3.650% 2/15/26 9,849 9,585
Ameren Corp. 1.950% 3/15/27 7,009 6,268
Ameren Illinois Co. 3.250% 3/1/25 5,877 5,771

I American Electric Power Co. Inc. 2.950% 12/15/22 21,153 21,079
I American Electric Power Co. Inc. 0.750% 11/1/23 2,550 2,454
American Electric Power Co. Inc. 2.031% 3/15/24 5,101 4,940

I American Electric Power Co. Inc. 1.000% 11/1/25 3,957 3,549
American Electric Power Co. Inc. 3.875% 2/15/62 5,700 4,851
AmericanWater Capital Corp. 3.850% 3/1/24 5,231 5,226
AmericanWater Capital Corp. 3.400% 3/1/25 15,817 15,581
Appalachian Power Co. 3.400% 6/1/25 7,968 7,802

' Appalachian Power Co. 3.300% 6/1/27 7,714 7,336
Arizona Public Service Co. 3.150% 5/15/25 5,644 5,471
Atmos Energy Corp. 3.000% 6/15/27 11,903 11,368
Avangrid Inc. 3.150% 12/1/24 14,807 14,397
Avangrid Inc. 3.200% 4/15/25 16,135 15,622
Baltimore Gas & Electric Co. 2.400% 8/15/26 11,029 10,337
Berkshire Hathaway Energy Co. 3.750% 11/15/23 16,703 16,706
Berkshire Hathaway Energy Co. 3.500% 2/1/25 9,403 9,316
Berkshire Hathaway Energy Co. 4.050% 4/15/25 18,109 18,131
Black Hills Corp. 4.250% 11/30/23 9,375 9,383
Black Hills Corp. 1.037% 8/23/24 12,530 11,716
Black Hills Corp. 3.950% 1/15/26 9,677 9,481
Black Hills Corp. 3.150% 1/15/27 7,072 6,680

' CenterPoint Energy Houston Electric LLC 2.400% 9/1/26 11,699 10,937
' CenterPoint Energy Houston Electric LLC 3.000% 2/1/27 7,982 7,633
CenterPoint Energy Inc. 2.500% 9/1/24 15,338 14,816
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CenterPoint Energy Inc. 1.450% 6/1/26 5,428 4,893
Cleco Corporate Holdings LLC 3.743% 5/1/26 12,691 12,174
Cleveland Electric Illuminating Co. 5.500% 8/15/24 3,686 3,779
CMS Energy Corp. 3.000% 5/15/26 14,023 13,320
Commonwealth Edison Co. 2.550% 6/15/26 6,662 6,322

' Connecticut Light & Power Co. 0.750% 12/1/25 8,873 7,967
' Connecticut Light & Power Co. 3.200% 3/15/27 23,728 22,898
I Consolidated Edison Inc. 0.650% 12/1/23 5,951 5,712
Constellation Energy Generation LLC 3.250% 6/1/25 20,348 19,744
Delmarva Power & Light Co. 3.500% 11/15/23 15,479 15,443
Dominion Energy Inc. 3.071% 8/15/24 9,116 8,846

' Dominion Energy Inc. 3.300% 3/15/25 10,887 10,636
Dominion Energy Inc. 3.900% 10/1/25 23,653 23,371

' Dominion Energy Inc. 1.450% 4/15/26 27,597 25,100
' Dominion Energy Inc. 2.850% 8/15/26 13,629 12,871
' Dominion Energy Inc. 3.600% 3/15/27 5,320 5,123
' Dominion Energy Inc. 5.750% 10/1/54 9,875 9,451
DTE Electric Co. 3.650% 3/15/24 6,931 6,916
DTE Electric Co. 3.375% 3/1/25 8,899 8,750

' DTE Energy Co. 2.529% 10/1/24 23,749 22,885
DTE Energy Co. 4.220% 11/1/24 20,880 20,801

' DTE Energy Co. 1.050% 6/1/25 27,171 24,899
DTE Energy Co. 2.850% 10/1/26 10,879 10,220
Duke Energy Carolinas LLC 2.950% 12/1/26 19,639 18,887
Duke Energy Corp. 3.950% 10/15/23 7,386 7,387
Duke Energy Corp. 3.750% 4/15/24 22,796 22,706
Duke Energy Corp. 0.900% 9/15/25 9,926 9,009
Duke Energy Corp. 2.650% 9/1/26 35,882 33,570
Duke Energy Corp. 3.250% 1/15/82 13,000 10,509
Duke Energy Florida LLC 3.200% 1/15/27 24,434 23,610
Duke Energy Ohio Inc. 3.800% 9/1/23 8,274 8,268
Duke Energy Progress LLC 3.375% 9/1/23 6,965 6,946
Duke Energy Progress LLC 3.250% 8/15/25 7,423 7,314
Eastern Energy Gas Holdings LLC 3.550% 11/1/23 7,505 7,469

' Eastern Energy Gas Holdings LLC 2.500% 11/15/24 8,861 8,528
Eastern Energy Gas Holdings LLC 3.600% 12/15/24 7,314 7,236
Edison International 3.125% 11/15/22 5,451 5,439
Edison International 3.550% 11/15/24 15,101 14,770
Edison International 4.950% 4/15/25 3,802 3,804
Edison International 5.750% 6/15/27 17,040 17,277
Emera US Finance LP 3.550% 6/15/26 23,131 22,130
Enel Americas SA 4.000% 10/25/26 12,489 12,262
Enel Generacion Chile SA 4.250% 4/15/24 6,960 6,855
Entergy Arkansas LLC 3.700% 6/1/24 8,135 8,106
Entergy Arkansas LLC 3.500% 4/1/26 14,758 14,469
Entergy Corp. 0.900% 9/15/25 18,234 16,379
Entergy Corp. 2.950% 9/1/26 31,571 29,702
Entergy Gulf States Louisiana LLC 5.590% 10/1/24 5,353 5,519
Entergy Louisiana LLC 4.050% 9/1/23 12,424 12,452
Entergy Louisiana LLC 0.620% 11/17/23 6,333 6,117
Entergy Louisiana LLC 0.950% 10/1/24 15,230 14,326
Entergy Louisiana LLC 5.400% 11/1/24 8,488 8,730
Entergy Louisiana LLC 2.400% 10/1/26 12,778 11,821
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Evergy Inc. 2.450% 9/15/24 21,483 20,707
Evergy Kansas Central Inc. 2.550% 7/1/26 14,885 14,000
Evergy Kansas Central Inc. 3.100% 4/1/27 5,157 4,895
Evergy Metro Inc. 3.650% 8/15/25 1,917 1,887

' Eversource Energy 3.800% 12/1/23 11,809 11,757
' Eversource Energy 2.900% 10/1/24 11,035 10,734
' Eversource Energy 3.150% 1/15/25 2,961 2,874
' Eversource Energy 0.800% 8/15/25 7,973 7,205
' Eversource Energy 1.400% 8/15/26 4,858 4,322
Eversource Energy 2.900% 3/1/27 12,512 11,740
Eversource Energy 4.600% 7/1/27 2,280 2,285

' Exelon Corp. 3.950% 6/15/25 18,010 17,869
Exelon Corp. 3.400% 4/15/26 21,761 21,081

2 Exelon Corp. 2.750% 3/15/27 14,866 13,913
Florida Power & Light Co. 2.750% 6/1/23 5,118 5,092
Florida Power & Light Co. 3.250% 6/1/24 15,829 15,711
Florida Power & Light Co. 2.850% 4/1/25 27,689 27,080
Florida Power & Light Co. 3.125% 12/1/25 15,898 15,676
Fortis Inc. 3.055% 10/4/26 23,834 22,312

' Georgia Power Co. 2.200% 9/15/24 10,840 10,479
Georgia Power Co. 3.250% 4/1/26 9,065 8,728
Georgia Power Co. 3.250% 3/30/27 11,548 10,895

' Gulf Power Co. 3.300% 5/130/27 9,193 8,848
Iberdrola International BV 5.810% 3/15/25 4,901 5,107
Interstate Power & Light Co. 3.250% 12/1/24 11,117 10,906
IPALCO Enterprises Inc. 3.700% 9/1/24 10,540 10,291
ITC Holdings Corp. 3.650% 6/15/24 9,399 9,264
ITC Holdings Corp. 3.250% 6/30/26 9,838 9,376

! Louisville Gas & Electric Co. 3.300% 10/1/25 3,466 3,384
MidAmerican Energy Co. 3.500% 10/15/24 18,193 18,102
MidAmerican Energy Co. 3.100% 5/1/27 11,267 10,815
National Fuel Gas Co. 5.200% 7/15/25 10,017 10,049
National Fuel Gas Co. 5.500% 1/15/26 15,832 15,989
National Rural Utilities Cooperative Finance Corp. 3.400% 11/15/23 13,103 13,045
National Rural Utilities Cooperative Finance Corp. 2.950% 2/7/24 19,778 19,567
National Rural Utilities Cooperative Finance Corp. 0.350% 2/8/24 13,363 12,722

! National Rural Utilities Cooperative Finance Corp. 1.000% 10/18/24 530 498
National Rural Utilities Cooperative Finance Corp. 2.850% 1/27/25 11,314 11,008

! National Rural Utilities Cooperative Finance Corp. 3.450% 6/15/25 6,377 6,268
! National Rural Utilities Cooperative Finance Corp. 3.250% 11/1/25 13,797 13,447
National Rural Utilities Cooperative Finance Corp. 1.000% 6/15/26 9,477 8,487
National Rural Utilities Cooperative Finance Corp. 3.050% 4/25/27 10,360 9,916

! National Rural Utilities Cooperative Finance Corp. 5.250% 4/20/46 5,350 4,998
NextEra Energy Capital Holdings Inc. 2.940% 3/21/24 26,070 25,616
NextEra Energy Capital Holdings Inc. 4.200% 6/20/24 10,095 10,104
NextEra Energy Capital Holdings Inc. 4.450% 6/20/25 11,575 11,633
NextEra Energy Capital Holdings Inc. 1.875% 1/15/27 10,602 9,514
NextEra Energy Capital Holdings Inc. 3.550% 5/1/27 23,524 22,630
NextEra Energy Capital Holdings Inc. 4.625% 7/15/27 22,650 22,757
NextEra Energy Capital Holdings Inc. 3.800% 3/15/82 13,100 11,012
NiSource Inc. 0.950% 8/15/25 36,057 32,805
NiSource Inc. 3.490% 5/15/27 19,572 18,733
Northern States Power Co. 2.600% 5/15/23 13,615 13,494
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NSTAR Electric Co. Z 2(?8(; S{jﬁ’ﬂﬁ H (PR -
Oncor Electric Delivery Co. LLC 2.7500/0 615/27 B 14,400
Oncor Electric Delivery Co. LLC 2.9500/0 4/1/24 . 12,262
Oncor Electric Delivery Co. LLC 0.5500/0 10/1/25 8,949 6,756
ONE Gas Inc. 3.6100/0 /1725 8,800 7,907
ONE Gas Inc. 1.100"/0 3/21/1/24 17,106 16,958
Pacific Gas & Electric Co. 1'700"/0 11/1 3 oo 5,600
Pacific Gas & Electric Co. 3'850"/0 11/15/23 o 12419
Pacific Gas & Electric Co. 3'750"/0 2/15/23 1o 17.589
Pacific Gas & Electric Co. 3'250"/0 2/ 15/24 5000 7883
Pacific Gas & Electric Co. 4'950"/0 o o0 489
Pacific Gas & Electric Co. 3.500% o158 e 2ol
Pacific Gas & Electric Co. 3'4500/0 7/5/25 16,714 15,827
Pacific Gas & Electric Co, 3.150% 1/1/25 pliges 26,193
PacifiCorp 3.60()0/0 4/1/26 69,002 63,627
PECO Energy Co. S150% 1013725 o e 6
PinnacleWest Capital Corp. 1'3000/0 6/ >/25 1,269 1,236
Potomac Electric Power Co. 3.600"/0 3/ }5/25 R 10994
PPL Capital Funding Inc. 3'1000/0 5 /15/24 6,506 6,470
Public Service Co. of New Hampshire 3'500"/0 11 e 2o 20,295
I Public Service Electric & Gas Co. 2'3750/0 o gy 7,953
I Public Service Electric & Gas Co. 3'2500/0 315723 10,272 10,165
I Public Service Electric & Gas Co. 3'000"/0 s A 3,133
I Public Service Electric & Gas Co. 0'9500/0 2;15/25 4,136 4,027
I Public Service Electric & Gas Co. 2'2500/0 9 1526 7,715 6,949
I Public Service Electric & Gas Co. 3'0000/0 5;15/26 15,080 14,081
Public Service Enterprise Group Inc. 0.8410/0 1 ll/g/27 RO >0l
Public Service Enterprise Group Inc. 2.8750/0 6/ 23 13,849 13,304
Public Service Enterprise Group Inc. 0.800"/0 8/ }5/24 2600 26,009
Puget Energy Inc. 3.6500/0 Y 5/25 11,267 10,173
' San Diego Gas & Electric Co. 3.600% = P 5.022
San Diego Gas & Electric Co. 2'500"/0 5/91/ 1 6,289 6,277
Sempra Energy 3-3000/0 4/5/26 8,992 8,485
Sempra Energy 3-2500/0 o 1/25 17,851 17,368
Sempra Energy 4-1250/0 415/27 20,074 18,993
Sierra Pacific Power Co. 2.6000/0 /152 20,260 17,142
' Southern California Edison Co. 3'50 o S/1/26 22,805 21,596
Southern California Edison C 500% 1071723 7,106 7,073

I Southern Californi ! 0. 1.100% 4/1/24 18.162 17.28
alifornia Edison Co. 0.975% 8 > 285
I Southern California Edison Co. 3' o /1724 5,307 5,002
' Southern California Edison C J00v 8/1725 24,211 23,858

L orma Bason 0. 1.200% 2/1/26 20,502

' Southern California Edison Co. 4.700% ’ 18,488
Southern California Gas Co. 3 1500 9/61/ 127 1,100 1,100
Southern California Gas Co. 3'2000/0 6/ 5124 12,019 11,849
' Southern California Gas Co. 2'6000/0 15725 4,423 4315
Southern California Gas Co. 2'9500/0 6/15/26 12,842 12,130
I Southern Co. 0.6000/0 4/15/27 14,537 13,856
Southern Co. 4'4750/0 2/26/24 3,709 3,522
Southern Co. 3'2500/0 8/1/24 12,750 12,768
I Southern Co. e 7/1/26 38,510 36,822
I Southern Co. ;1.00004 1/15/51 23,743 22,069
Southern Co. Gas Capital Corp. 2'47123 (f %1/5/51 26,432 22,946
Southern Co. Gas Cabital Corn. 2450% 1/23 7,011 6,893
. () 6/15/26 10,519 10,032

56



KEIH
J—R W E  (FKRL) —R

Southern Power Co. 4.150% 12/1/25 21,451 21,308
Southern Power Co. 0.900% 1/15/26 5,900 5,277
I Southwestern Electric Power Co. 1.650% 3/15/26 27,942 25,332
I Southwestern Electric Power Co. 2.750% 10/1/26 7,694 7,171
Southwestern Public Service Co. 3.300% 6/15/24 5,093 5,023
Tampa Electric Co. 3.875% 7/12/24 3,325 3,323
Tucson Electric Power Co. 3.050% 3/15/25 7,973 7,737
Union Electric Co. 3.500% 4/15/24 8,283 8,246
Union Electric Co. 2.950% 6/15/27 8,292 7,869
Virginia Electric & Power Co. 3.450% 2/15/24 10,276 10,208
' Virginia Electric & Power Co. 3.100% 5/15/25 4,494 4,376
' Virginia Electric & Power Co. 3.150% 1/15/26 26,589 25,808
' Virginia Electric & Power Co. 2.950% 11/15/26 4,824 4,610
' Virginia Electric & Power Co. 3.500% 3/15/27 24,570 23,889
WEC Energy Group Inc. 0.550% 9/15/23 12,693 12,259
WEC Energy Group Inc. 0.800% 3/15/24 10,088 9,613
WEC Energy Group Inc. 3.550% 6/15/25 3,178 3,088
Wisconsin Electric Power Co. 2.050% 12/15/24 10,252 9,846
Xcel Energy Inc. 0.500% 10/15/23 12,086 11,649
Xcel Energy Inc. 3.300% 6/1/25 14,407 14,054
Xcel Energy Inc. 3.350% 12/1/26 15,342 14,742
Xcel Energy Inc. 1.750% 3/15/27 3,830 3,428
2,587,828
AR (B U 53,115,136 KR L) 50,060,678
M3
HHBMRE (0.4%)

TR =T yh T 7R (0.4%)
4 Vanguard Market Liquidity Fund

(B8 Al 191,240 KR L) 2.284% 1,913,033 191,246
BEREE(99.3%)
(BB Rl 53,331,762 KK /L) 50,277,313
ZOMEER I OAE %
(0.7%) 331,413
W PE (100%) 50,608,726

BRI A B Tk R v

« MBHEROTET A SR,

1 HARANZTEARD S LT BT AR FEIND AREME, I3 BNMERESI NS AIREER B D720,
i B PRI B ROREN TSR B K By,

2 1933 FEFEAIEMAN 144A ([ ZFESBERRIRAES:, 230D A FEA T, BRER AR B S| C il H 1 35mE s A
BEFOBOWFIZRHSNAZE0N DD, 2022 4£ 8 H 31 A HAEOFIEEREEIL 558,282,000 KK/ T,
FEPED 1.1%ITA8 %495,

3 RGO LB HGREILE L LT Rl E BRSU- A lRESR 1T 3,700,000 KRV ThHD,

INUH =R T 7RI T — RN E B 5 —HOFFEB L OO I D A5 H vl e 7e B st~
Fo— o=y TR, RENTWBL—RME 7 B OFEY TH D,
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HRBIETINT 47 SRR FRS

FRK)

(T2KFv)
=N/ AR L O
(a—h) AR EBLFAM 4
Titi 15 KL FE LA (FHALE)
BT
5-Year U.S.Treasury Note 2022 4 12 A 1,320 146,283 48

WA OFEFE, MBER ORI RIp—ETH D,
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grE-AEHES
2022 4 8 A 31 HEBIE

(BAL: TRR L, 2L 0Bl 1 0% 720&5a%5r<) X
BPE
PG A A, FEmhAE

B4 DI O3 TR (B JRU 53,140,522 KKV) 50,086,067

B AT IR (SR 191,240 KR L) 191,246
BB MRERA R 50,277,313
NN —R DG 1,759
W4 918
FEHIBE A MREAR AU 4 727,275
ENIEIES 439,854
| 7 o S M N 5,239
AR BNRIE L4 — S 2250 31
BEAF 51,452,389
Afg
M A B A MRS AS L 2 832,494
SRR B R AL S 8,509
S Y 1,697
NUH—R~DFILE 963
AEAE 843,663
L PE 50,608,726

2022 4 8 H 31 HHBEDOHE FERERITLL T OB Th 5,
&%
(FkFv) ()

FhIAE A A 53,780,476 7,455,587
Sy B AT RERIAE (FR %) #R4H (3,171,750) (439,700)
L PE 50,608,726 7,015,888
ETF 523875 — Mg e
FRAITE 15 FE5: 574,228,155 12 (BRI 0.001 KRV, SRR #E) 43,722,760 6,061,286
1 24 7= D& PETAS — ETF 18 5E5% $76.14 ¥10,555
T RIZ V%3RS — MR B
RATHE 28I 224,491,612 0 (FATE 0.001 KRV, EHRIZHE) 4,647,060 644,222
1 O Y 7=DRIE MR — 7T RIT LV Z R $20.70 ¥2,870
AVART AT 2—aF VIR — WG
FAT I A% 28 FEZF 88,355,007 1 (BHE 0.001 KNV, HEH| [RIZHE) 2,238,906 310,380
1 O Y70 MBI — A AT 4T 2 — a8 EE5 $25.34 ¥3,513

I OIEFLIIM B RO AR K —HThHD,
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HIFEE

2022 48 H 31 HIZ

KT L-EE
(FKRL) (H M)
BB
&S
FIE! 834,148 115,638
N S HAKE 834,148 115,638
EH
N H—RTN—7— 15 B
BEERMN—E R 925 128
~VRUA B LOVE B —ETF S 4855 12,701 1,761
VAV ARBIOVE B — T RIT VAR 3,104 430
VRV ANBIOEI — A VAT 4T 2— g VSRR 969 134
~— T4 7 B IO GE —ETF 485 2,233 310
~ =TT BIORIE — T RIT VAR 272 38
=TT AT BIOWGE — AV AT AT 22— a ) ViSRS 93 13
JIANT 4 — RN 117 16
| 52 7
ZASH Y —ETF 5228 RE5% 786 109
ZASF WA — T RITIVZ KGR 62 9
ZARE MG — AV AT AT 2—at VSRR 1 0
ZRtH W B L O A 19 3
DA 19 3
e AR 21,353 2,960
[ 3B (43) (6)
e AR 21,310 2,954
MIRE s 812,838 112,684
FEBFE (FBR)
e HIBE A MRES: 12 (165,095) (22,887)
RUESD) (4,918) (682)
FEBF 2 (FBR) (170,013) (23,569)
REB L GHER) 0L
FE A MmEES ! (3,794,937) (526,092)
B JESS (99) (14)
AREB L (FHEHE) DEH) (3,795,036) (526,106)
BT DMK BE OMEEM R B8 (3,152,211) (436,991)

1 Y477 FOBBESHNLOR] B, #EBRIGE GRK) | FrE 2T A 43l s BUds LR EEL
FEATE 45 (FEATHR) OZ8 8L, Z41E 41 879,000 KR /L. (79,000) KR/l 16,000 KR /LI LT 6,000 KKV

Tholz, BEABIOFRENL, EHHYERE Bi9Icks,
2 BiIWERIC I AHIRLE () (2,526,000) KR LVEE T,

IS OIEFRLIIM B H RO AR IR — T,
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2022 428 H 31 HIZ

2021 48 H 31 HIZ

KT UIAEE T LR
(FkR ) (HHM) (FKRL) (& M)
FEE EE DM GBA)
A
USRS 812,838 112,684 765,496 106,121
FEHLF 2 (FBR) (170,013) (23,569) 444,696 61,648
ARFZBGHM S GHMHE) D2 H) (3,795,036) (526,106) (584,977) (81,095)
I L AR FEO MBI (8 %8 (3,152,211) (436,991) 625,215 86,674
Sy B
ETF 5% 4855 (762,716) (105,735) (645,913) (89,543)
7RI VAR (93,551) (12,969) (85,363) (11,834)
AV AT AT a—aF Vs ar s (41,778) (5,792) (33,937) (4,705)
Sy Bl KeAH (898,045) (124,496) (765,213) (106,081)
BAF BB
ETF 5% 855 5,597,297 775,953 9,889,691 1,371,008
7 RIT VAR AR (365,977) (50,735) 746,963 103,551
AN AT AT 2—a T VAl 166,453 23,075 603,699 83,691
AR e NN L AMEE N () %A 5,397,773 748,293 11,240,353 1,558,250
N () #e%E 1,347,517 186,806 11,100,355 1,538,842
AEEPE
i 49,261,209 6,829,081 38,160,854 5,290,239
R 50,608,726 7,015,888 49,261,209 6,829,081

IS OIEFRLITMBH RO AR IR — T,
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Vanguard Short-Term Corporate Bond Index Fund I&, 1940 & Stk SEZA—T v 2R

B E ST b bla—F a7 /L 77 RELTRESIL TS, Y77 RiX, ETF Z48als:, 7

RITNVZIFEFBLOA L AT AT 22— at VAR D 3 FEO 7T AL TD, 2

NDZZ IR RS T ADEE R OB L OGARIE A BRI L R 70> TRy, Bipsl-fEORE S

F"ﬂ FIZERE S TS, ETF 52 48AE41%. Nasdaq (2 EGESNCTERY, 7u——%i@L T E N Af
RETH D,

Y77 NIZEDRE D —EDOEIT ALEICRESN TWD, BITIROBEBIRITRE X, ThT
NOFERDFEKBNESNDWREMED DD, /ST Iy (B ZIE, Ham DL R GHED
N TRy7) BREFERLRE K E . P (0 7OV IIA T REIRE) | TulTRy, FiTZ oM
@%% ZLo THIEFRISNDE R TIGOREZ, FE T B IO IR TG 5O IE#HEE

R EL T T IREMER B D, ZOIORIBEELITVT IS, BT 70 ROFRERBLIOY 77 R/
T g~ AT R KIE T TRENE D B D,

A. UT@igiﬁxuﬂi@ri KEDBE AL HON T RICARIER Y LRRO bz FE Al
([ZHEHLL T, Y7 7o PIIM B E R AR DO BRIC IO DR EH 7 ki A E I L T,

1. AMAEFRORAM A MR, 3l BB D=2 —a—ZFE5 RS | FT O KAl Gl HE ey
MDF% 4 KF) CRHMlisD, A L OEIB & X, B0 B LI (B liRESD
filiks FIETD RS KO DB R A BB LIZ) v N IR U AT MO IS E RS
Do WO R 5 ES ML L 7o iAs FR 3 F I K it S Tu5, Vanguard Market
Liquidity Fund (2% § 28E 137 7 ROME PEMAR TR S 4L CVD, T IE Mk 2% 5
WCATFTHIENRTERWAMRES, HDOIET 72 RO R E /T CA MFEA FITHE &
LTS THZO 7RI FRITIVIE A BN A FESRIC OV T, ZFEE D
RSP PR GRS A IEME TRHliS NS,

2. WK M T ORI BEEEOLAIOB T, o3 ANMEWE S| e E
FAWTHE RN E FEY T ATRE L TND, ZHUE, e Ok 30 ) 725 A e 2 &
WHZE, Fold, SR EEI T AU E AT T HZLE HEL TWD, e OFIH
WD EHERVARZIX, 77 RBMRA T HE SO TG O LB LA Ok LD T
RERIABABMRNAELHZ L BLOTH GO REMMEIMEL 72D FTREMETH D, IF T r—T
—DROVTHRBI SN T RFER 2 T L 2 — =T =L L TCWD T8 e #
—IR—=T VRTINS D, BT B — /=T 4 —VRIH IO T 5720, 77 R
WK G BT CHGS L, I3 7 o —oUR S B D I B IR A B ffﬁb TF 7 a—
T — ERBE R EREREL T D, RFEEENT, 47 7 ROBITIRFED 72D S WIFEHL 4 %
L, RO TG O L 2R T EBRHLGZH B IRFE T2 B R T 5, RIFR
KN T DY HIREIL L L CTELANTWOA A MRESRIL, HEITHIER LTSI TV,

FFKNT, RIROBFE FIME TR SV, A OBE TTAUIT, B R - AR E IR
SR, AMMMEOZE B L, SR T RIS e B O F2HRaE (HRR) LU TRt bah o %

(T, EE A EE LT E (A EUTEE RS, AR E R TIEIOREBLEH 4%
(FHIHE) L TRt Eahs,
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PR ORE TCADEB I LT, 2022 4E 8 H 31 RIS TULIHAEEIC, 77 R4
WEI~DrL 7 B L O a—hOEEIT LT, & ED 1%KM CTHo7=,

BIRATRRL 4 7 7RI, %%ﬂ%u&i%/\ﬁkbf@ié%%ﬁb FEHNT N TOMBITSZ
LT HZEEERLTND, Y77 ROBUE RS, PEERHE, 8% 3 F%06EH
SNDHERh D L F TR DB 24 Rl uiénﬂﬁffx D RTREMED DD, FRE M, R
m@#mf@%ﬁ%ﬁf@@%ﬁkiwumﬁ BROREICELTY 77U ROBBERY v ay

EONTL, U7 7 ROMBEHRITIFRLE | Y OB T EDORERRICE LT,

OyBL AT T DB, S BLYE D R ICRRERS LD, 43 Bl ARI AR FE R IRS i R s AL i
(CESTRIESNDT | Fs ey B ORI E NI B L O FEHX v T A LIRS
T MDD D,

BB L O 77 RIS 70l T 0 477 RBL OV —R 7 —TF (IR —K )
PEHATHMORFED 7 7 RiE, BRI > TEEL U — MDD 44 (5K
RV D FE A AR L OV F— M“%ﬂt@“é#%@\*—xmﬁmﬁﬁuﬁﬁqu\é Ak n
NOMEAMLBEFTINGD, K77 RRZOMARZFIHL TED ANTZHA, BHHD
EABITKIT L CORBFELE A, AT R EZ IR B °, 77/% %)
FRH B3 KO _EOMED AFUHIFR AN S5, MEEM AR BEEL T, 2L b7 7
VNI, B TR E S A O R IRk 0. 10%0>$F“ﬂ: VAT
DRI ND, ZNHOFTEENT, 77 U Rt E OB FER AR LI FIEICHE SN T, &7
7URIZBLEL, 77 ROBEHEED <X ‘/“x‘/bisotwﬁff!m 2R EExhvs, Wt

DIE AR FESLMEALITIL, 9%;)J7177/1/ T77 R —NIEBEINTEAT Ly RE LI
J@Ltiﬂ BAMPITIZESNICEBESNIEAT Ly R R LIZAF], £

B HWIE A RERNCABESNTAT LR E ERE L CELIZAEBINBIMAT Ly RN
zt/\ﬁflJ@b\ﬁ“ﬂ’bi))mb\/ﬁ*lJ CEESWEERINREND, 72121, FERIE R —ADE AR
FEASUEALEITIT, BT 7o RENRH —RED TEBESNT-RIEEFNIE SR E 5
TIENTED,

SEC MbOBRIMEmIZHE, U7 7 NI, BRI & ORMEONASTF 2L LT D77
YROFEE HBIUORE T THASNDOHIAN T, BESNI A\ —RD4 =T =
‘/F‘ﬁ”77‘/l\“75§*ﬁ#ﬁ’3ih TERRFRYZ2 B B T AICEEROME A B I OEM 21T L2 6

(T DIFE AT BT T L LUT (77 RSN 707 T L) IS 5283 TED,
77 R OEBLOMEAITIER AW THL, IkkRT 7 ARZHIHLTHZLNTE

Do BT AT, [FIE 3 A ORFERNATRE TH D, S DeFE, Ama ORI T
ZREE OB PR LN TR, XitH OBFERL, 77 FHEMN 7177 4
DEEREEZAD,

2022 4F 8 A 31 I TUIEEEIZ, Y7 7o NIIEARL 7 7o RS 7 a7 Z 208 L
2otz
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Z O FEUXLE X, Vanguard Market Liquidity Fund 2°55 fHL7Z RIS 0Bl 2 & A, HIKT
i &g, BIERESROTVIT LET A AIT NI, il 2 DREFROFRAFFEHIOIZ0 | FILE
AR E N L CENENEAEIS LT BEDO LI ZTD, 72720, —EDOE R A R A fEFE
FOTVLIT AL, I BUVMER ATRE B ECoMIIchbiz>TEHISND, AMlREAEG] 1%,
AAFESDS B H STz B ICRFHLELESND, BEAMFESRDOTEHNT D FEBIFE (FK)
DOWENZHNDIFUIIE, 7EEIU7-{E B A REZR DIl T D,

B TADZ LRI, BERB IO L TRFEOHMNZG T2, 12120, #7721
B2, A APEOHMER; (R VAV MBIOEHE TICE TND) BRI AEE W& 120
Do —EDITAEMGDEMERIT D, ~—r T4 7 BIOWEE ML, ZFtd O HES
AR FIEIZ IS W TR AEFEIR DK 7 T Ay 8D, IAE, EOMAEFED 77 A
BLZ2WE L BT ) DA IE AR 220U FERRIC L DUV TR ASRESR D45 7 T AR
S5,

NI —=RET7 U RO D7 7R —E R (TFSA ) DFRAFITHEN, N —RIZ7 7
NIZEERM, 23— AR —h XA, BE ~— 7T 7 BLOIRFE—E 2% FSA IZ
BIFDERIE ST T —ROEE FEE TRAL TWD, 2O Ui FZE L, it O
FANAGRBLIE FEBIOIEEHIEE SZ 7 7 U NITIGRS AL, #F . AT 2 Bk sD,

NI —=RPEOEZEIET T, Y7 7 RITHEED 0.40%FE TN AT —ROBERITHRET
HIENTED, 2022 4 8 A 31 HEE, Y77 NI NV —ROEARIZHLT 1,759,000 £
RAALH L CTERY, ZOFEIT Y 7 7 ROMBE FED 0.01% AT B L FSA IZiE-> T ELTZ
VH=ROBEARD 0.70%2M024 35, U7 7 ROZEEBLIOEREIL. T v —R
OB LOEEBLHFEL TD,

BT 7 RDOIANT 4T ARATIE, 77 RBER] DA AT 4— O JEIC BB Z FHIT AT
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